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CONG TY CO PHAN CHUNG KHOAN ALPHA ) )
bia chi: S6 2, Pham Ngii Ldo, Phudng Phan Chu Trinh, Quan Hoan Kiém, Thanh phd Ha Noi
Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BAO CAO CUA BAN TONG GIAM POC

Ban Tdng Giam déc Cong ty CH phin Chimg khoan Alpha (goi tit 1a “Cong ty”) trinh bay béo céo cua
minh va Béo cdo ty 1€ an toan tai chinh cua Cong ty tai ngay 30/06/2018. ’

Khai quat

Cong ty C phan Chung khoan Alpha dugc thanh 18p va hoat dong tai Viét Nam theo:

> Glay chung nhén Dang ky kinh doanh 6 0103015116 do S& K& hoach Pau tu Thanh phé Ha Noi
cap 1an d4u ngay 19 thang 12 nam 2006 va sira ddi 1an 1 vao ngdy 22 thang 12 nam 2006;

> Gidy phép thanh 1ap va hoat dong kinh doanh chimg khoan s6 44/UBCK-GPHDKD do Uy ban

Chimg khoan Nha nudc c4p ngay 28 thang 12 nim 2006;

Quyet dinh s 64/UBCK-GP cua Uy ban Chimg khoén Nha nuéc ngay 21 thang 08 nam 2007 vé

viéc thay dbi ngudi dai dién theo phap luét ciia Cong ty;

Quyet dinh s6 133/UBCK-GP cua Uy ban Chitig khoan Nha nuéc ngay 18 thang 06 ndm 2008

veé viéc tang von diéu 1é ctia Cong ty;

G1ay phép s6 211/UBCK-GP ctia Uy ban Chting khoén Nha nuéc ngay 16 thang 03 nam 2009 vé

viéc didu chinh Gidy phép thanh 1ap va hoat dong kinh doanh chimg khodn sé 44/UBCK-

GPHDKD dugc rut bdt nghiép vu ty doanh chimg khoén.

[ Wy
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Tru s6 chinh tai s 2, Pham Ngii Ldo, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh phd Ha Noi.
Vén cb phan: 58.619.400.000 dong.
Hoat dong kinh doanh chinh trong ndm: M6i gigi chimg khoan; Luu ky chimg khoén va Tu vén tai chinh,

Hoi ddng Quan tri, Ban Téng Giam ddc, Ban kiém sost trong ky ké toan tir ngay 01/01/2018 dén
ngay 30/06/2018 va dén ngay 1ap bio cdo nay nhu sau:

Hpi dong Qudn tri

Ho va tén Vitri ==
Ong Nguyén Qudc Hing Chu tich L,
Ong Lé Nhu Hing Phé chu tich G TY
Ong Lé Van Cudng Thanh vién “‘Tf%
l?é Truong Thi Minh Tho Thanh vién TKET
Ong Lé buc Thang Thanh vién M T0A

[VIET

Ban Téng Gidm dbc Y

Ho va tén Vi tri

Ong Nguyén Quéc Hung Téng Giam ddc

Ong Lé Vin Cudng Phé Téng Giam déc kiém Giam déc khdi Tu vén tai chinh doanh
Ba Truong Thi Minh Tho Giam ddc khéi Kinh doanh chimg khoén

Ong V& Thanh Hai Giam dbc khbi Cong nghé thong tin

Ban kiém sodt

Hop va tén Vi tri
Ong Lé Thanh Trung Trudéng ban
Ba Nguyén Pang Bao Linh Thanh vién

Ba P§ Bich Ngoc Thanh vién




CONG TY CO PHAN CHUNG KHOAN ALPHA ; )
Dia chi: S6 2, Pham Ngii Lao, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh pho Ha Noi
Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BAO CAO CUA BAN TONG GIAM POC (tiép theo)
Ngudi dai dién theo phap luat

Ngudi dai dién theo phép luét ciia Cong ty trong ky va tai ngay 1ap béo cdo nay la Ong Nguyén Quéc
Hung.

Kiém todn vién

Cong ty TNHH Dich vu Tu v&n Tai chinh K& toan va Kiém toan Nam Viét (AASCN) da thyuc hién soat
xét Bdo céo ty 1é an toan tai chinh tai ngay 30 thang 06 nam 2018 cho Cong ty.

Cong bb trach nhiém ciia Ban Téng Gidam déc ddi véi bao cdo ty I¢ an toan tai chinh

Ban Téng Giam déc Cong ty chiju trach nhiém vé viéc 1ap Bdo cdo ty 1¢ an toan tai chinh phan 4nh trung
thuc, hop 1y tinh hinh ty 1§ an toan tai chinh cia Cong ty tai ngay 30 thang 06 ndm 2018. Trong qua trinh
lap Béo cdo, Ban Téng Giam déc Cong ty cam két da tuan thi c4c yéu cau sau:

*  Thyc hién cdc phén doén va ude tinh mot cach than trong khi tinh céc chi tiéu ciia Béo cdo ty 1§ an
toan tai chinh;

* Lap bdo cdo ty I¢ an toan tai chinh dya trén co s¢ hoat dong lién tuc, trir truong hop khong thé gia
dinh rang Cong ty s& tiép tuc hoat dong lién tuc.

Ban Tdng Giam d6c Cong ty dam bao ring Cong ty da tuén thu cac yéu ciu néu trén khi lap Béo céo ty 1¢
an toan tai chinh va Bdo cdo ty 1¢ an toan tai chinh dugc 1ap tuén thi Théng tu s6 87/2017/TT-BTC ngay
15 thang 08 nam 2017 cua BY Tai Chinh vé& viéc quy dinh chi tiéu an toan tai chinh va bién phép xir ly
d6i véi té chirc kinh doanh chimg khoan khong dép (mg chi tiéu an toan tai chinh.

guyen Quoc Hung
Tong Gidam dbc

Thanh phé Ha Ngi, ngay 09 thang 08 ndm 2018
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S6:213/BCSX/TC

~ BAOCAOSOATXET
THONG TIN TAI CHINH GIUA NIEN PO

Kinh giri: Cic cb dong, Hi dong Quan tri va Ban Tdng Giam dbc
Coéng ty Cb phdn Chirng kho4n Alpha

Ching t6i da soat xét bdo céo ty 1& an toan tai chinh kém theo tai ngay 30 thang 06 ndm 2018 cia Cong
ty Cb phan Ching khoén Alpha (“Céng ty”), dugc 1ap ngay 09 thang 08 ndm 2018, tir trang 05 dén trang
16. Béo céo ty 1¢ an toan tai chinh kém theo dugc 1ap theo quy dinh tai Théng tu sb 87/2017/TT-BTC
ngdy 15 thang 08 nam 2017 ctiia BO Tai Chinh vé viéc quy dinh chi tiéu an toan tai chinh va bién phép xur
1y dbi véi tb chire kinh doanh chimg khoén khong dap ung chi tiéu an toan tai chinh.

, PP - Py . A
Trdch nhiém cia Ban Tong Gidm doc

Ban Téng Gidm dbc Cong ty chiu trach nhiém 1ap va trinh bay trung thuc va hgp ly béo céo ty 1€ an toan
tai chinh cua Cong ty theo cac quy dinh ctiia Thong tu s6 87/2017/TT-BTC ngay 15 thang 08 nam 2017
cia BO Tai Chinh vé viéc quy dinh chi tiéu an toan tai chinh va bién phép xur ly d6i vai tb chirc kinh
doanh chimg khoén khong dép tmg chi tiéu an todn tai chinh va chiu trach nhiém vé kiém soat ndi by ma
Ban Téng Giam dbe xéc dinh 1a can thiét @& dam bao viéc 1ap va trinh bay béo cdo ty 1€ an toan tai chinh
khong c6 sai s6t trong yéu do gian 14n hodc nham lan.

Trdch nhié¢m cia Kiém todn vién

Trach nhiém cua chung toi 1a dua ra két luan vé bao céo ty 1¢ an toan tai chinh dua trén két qua soat x¢t
cua chung t6i. Ching t61 da thue hién cdng viéc soat xét theo Chuén muc Viét Nam vé hop dong dich vu
soat xét s6 2410 - Soat xét thong tin tai chinh gitta nién d6 do kiém toan vién doc 1ap cua don vi thuc
hién.

Cong viéc soat xét thong tin tai chinh gitta men do bao gom viéc thuc hién céc cudc phong vén, chu yéu
1a phong vén nhiing ngudi chiu trach nhiém vé cac van d@ tai chinh ké toan, va thuc hién thu tuc phén
tich va céc thu tuc soédt xét khac. Mot cudc soét xét vé co ban ¢ pham vi hep hon mét cude kiém toén
dugc thyc hién theo cac chuén muc kiém todn Viét Nam va do véy khéng cho phép ching téi dat dugc su
dam bao rang chung ti s& nhéan biét dugc tht ca cac van d@ trong yéu c6 thé dugc phat hién trong mot
cudc kiém toan. Theo d6, chung t6i khong duaray kién kiém toén.
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Két ludn cua Kiém todn vién

Cin cir trén két qua soat xét ciia chiing t6i, chung t6i khong thdy c6 van dé gi khién chung t6i cho ring
béo céo ty 1¢ an toan tai chinh dinh kém khéng phan nh trung thuc va hop 1y, trén céc khia canh trong
yéu, tinh hinh an toan tai chinh ctia Céng ty C6 phan Chimg khoan Alpha tai ngay 30 thang 06 nam 2018,

phu hqp v6i quy dinh ctia Thong tu so 87/2017/TT-BTC ngay 15 thing 08 ndam 2017 cua B) Tai Chinh f‘
vé viéc quy dinh chi tiéu an toan tai chinh va bi¢n phap xir ly dbi véi té chuc kinh doanh chimg khoan d
khong dép ung chi tiéu an toan tai chinh. 1
Vin dé khdc :

B4o céo ty 1 an toan tai chinh cia Cong ty tai ngay 31 thang 12 ndm 2017 da dugc kiém todn boi kiém
todn vién va doanh nghiép kiém toan khac. Béo céo kiém todn lap ky ngy 26/03/2018 da dua ra y kién
ciia kiém todn vién 14 chdp nhan toan phan.

Cong ty TNHH Dich vu Tu van Tai chinh

s\ TAI CHINR KE 170
VA EIEM TOAN

Cao Thl Hong Nga
S6 Gidy CN DKHN kiém toan: 0613-2018-152-1

Thanh phé Ho Chi Minh, ngay 09 thang 08 nim 2018
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Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BAO CAO TY LE AN TOAN TAI CHINH
Tai thoi diém: 30 thang 06 nim 2018

Kinh giri: Uy ban Chimg kho4n Nha nuéc

Chiing t6i cam doan ring:

(1) Béo céo dugc xay dung trén co s¢ sb liéu dugc cap nhat tai ngdy 1ap bap cdo theo dung quy dinh tai
Théng tu s6 87/2017/TT-BTC ngdy 15 thang 08 ndm 2017 cia Bo Tai chinh quy dinh chi tiéu an
toan tai chinh va bién phap xir ly ddi véi cac t6 chirc kinh doanh chimg khoan khong dap tmg céc chi
tiéu an toan tai chinh;

(2) Péi v6i nhimg vén d& c6 thé anh hudng dén tinh hinh tai chinh cta Cong ty phét sinh sau ngay Iap
béo céo nay, chiing t6i s& cap nhét trong ky bdo céo tiep theo;

(3) Chung t6i xin hoan toan chiju trach nhiém truéc phap luét vé tinh chinh x4c va trung thyc cua ndi
dung béo céo.

i T

Vii Thiy Anh Ping Thi Thuong Tra Nguyén Qubc Hung
Ké todn truéng Trudng b) phan Téng Giam dbc
Kiém soat ndi b

Thanh phé Ha Ngi, ngay 09 thang 08 nam 2018
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CONG TY CO PHAN CHUNG KHOAN ALPHA

Dia chi: $6 2, Pham Ngii Lao, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh phd Ha Noi

Dién thoai: (024) 3933 4666 ~ Fax: (024) 3933 4668

BANG TIiNH VON KHA DUNG
tai ngay 30 thang 06 nam 2018

Pon vi tinh: VND

Vo6n kha dung

STT NQI DUNG

VKD

Khoén gidm Khoén ting

trir thém
) 2) (&)
A Vén chii s& hiru
; véP g6p ctia chii s hru khong bao gdm cb 58.619.400.000 ] )
phan uu ddi hoan lai (néu cd)
Thang du vén ¢ phin khong bao gom cb
2 phén%m dai hoan Il)a,li (néu c()f); ¢ 17738504000 i i
3 Cb phiéu quy & . =
i Quyén chon chuyén doi trai phiéu — cdu ) i i
phan von
5 Vén khac ctia chu s¢ hitu - - -
6 lChénh léch dénh gi4 tai san theo gié tri hgp i i i
y
7 Quy dy trir bd sung vén diéu 1¢ 382.686.493 - -
8 Quy du phong tai chinh va rui ro nghi¢p vu 426.206.694 - -
9 Quy khac thugc vén chu sé hiru c - =
10 Loi nhuan chua phéan phéi (21.383.520.437) - E
11 Sé du du phong suy giam gia tri tai san 525.641.911 . -
12 Chénh léch déanh gia lai TSCD - - -
13 Chénh léch ty gia héi doai - - -
14 Céc khoan ng c6 thé chuyén ddi - - -
Toan b phan giam di hogc tang thém cua
15  céc chimg khodn tai chi tiéu dau tu tai - 24.722 -
chinh
16  Vén khac (néu c6) - - -
1A Téng 40.350.239.889
B Tai san ngin han
1 Tai san tai chinh - 588.117.139 -
I Tién va céc khoan tuong duong tién - - -
2 Céc tai san tai chinh ghi nhan thong qua ) ) )
14i/(16) (FVTPL)
- Chumg khodn tiém dn rii ro thi truong - - -
- Chimg khodn bj giam trir khoi von kha ) ) )
dung
3 Céc khoan dau tu niim giir dén ngay déo ) ) )
han (HTM)

- Chimg khodn tiém dn rii ro thi truong
- Chimg khodn bj giam trir khoi von kha
dung

4 Céc khoan cho vay




CONG TY CO PHAN CHUNG KHOAN ALPHA

™ Dia chi: $4 2, Pham Ngii Lo, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh phd Ha Noi
L3 Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668
L |
[ 4 BANG TINH VON KHA DUNG (tiép theo)
tai ngay 30 thang 06 nam 2018
-
T Don vj tinh: VND
- Voén kha dung
Ll STT NOI DUNG VKD Khodn ghim:  Khohn g
trir thém
s 0] @ 3)
LJ 5 Tai san tai chinh sin sang dé ban (AFS) - - -
- Chitng khodn tiém dn riii ro thi truong - - #

— - Chimg khodn bj giam trir khoi von kha )
La dung

6 Dy phong suy gidm gié trj c4c tai san tai ) ) )
gk chinh va tai san thé chap

7 Céc khoan phai thu (Phai thu bén céc tai
= 3 san tai chinh; Phai thu va dy thu 0 tir, - 394.180.663 -
tién 14i tir c4c tai san tai chinh)

B - Cdc khoan phai thu cd thoi hgn thanh ) ) i
-t todn con lai tir 90 ngay tro xuong
18 -'C:dc k‘hodi? p}ﬁzdi thu co" thoi han thanh ) 394.180.663 )
toan con lai trén 90 ngay
1 8 Chung quyén c6 bao dam chua phat hanh ) i i
hét
| 9 Chung khodan co s& phuc vu muc dich
- | phong ngtra rui ro khi phat hanh chirng -
quyén c6 bao dam
vy 10  Phai th}.l cac dich vu cong ty chimg khoan ) 35.500.000 ) 1?
» cung cap \
- Cdc khodn phdi thu c6 thoi hgn thanh ) ) i VR
| todn con lai tir 90 ngay tro xuong VAN
- Cdc khoan phai thu c6 thoi han thanh TOA]
g todn con lai tzryﬂén 90 ngay ) P o0 i iN
- 11 Phai thu ndi bd - - - \<\
4 - Cdc khoan phdi thu c6 thoi hgn thanh ) ) i Z
= todn con lai tir 90 ngay tro xuong
- 5 - Cdc khoadn phai thu c6 thoi han thanh ) i )

toan con lai trén 90 ngay
- 12 Phai thu v 13i giao dich chimg khoan - - -
- Cdc khoan phdi thu c6 thoi han thanh

7 todn con lai tir 90 ngay tré xuong ) )
- - Cdc khoan phdi thu cé thoi han thanh ) ) )
todn con lai trén 90 ngay
i | 13 Céc khoan phai thu khac - 158.436.476 -
- - Cdc khodn phai thu c6 thoi hgn thanh ) ) )
todn conm lai tir 90 ngay tro xuong
i - Céc lfhodr.z p}‘zdi thu co" thoi han thanh i 158 436.476 )
- todn con lai trén 90 ngay
14  Du phong suy giam gié tri cac khoan phai ) i i
W | thu
- 7




CONG TY CO PHAN CHUNG KHOAN ALPHA

Dia chi: S6 2, Pham Ngii Lao, Phudng Phan Chu Trinh, Quén Hoan Kiém, Thanh pho Ha Noi
- Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668
-
i 4 BANG TINH VON KHA DUNG (tiép theo)
tai ngdy 30 thang 06 ndm 2018
L]
i] Don vi tinh: VND
= Vén kha dung
L STT NOI DUNG VKD Khoan‘glam Khoa{l tang
trir thém
. ¢)) 2) (&)
-“ 4
Il  Taisdn ngdn hgn khdc - 435.268.304 -
~— 1 Tam mg - 5 5
L - Tam 1mg c6 thoi han hoan vmg con lai tir ) i i
90 ngay tro xuong
"y - Tam vmg c6 thoi han hoan ung con lai ) ) i
» trén 90 ngay
2 Vit tu van phong, cong cu dung cu - - =
— 3 Chi phi tra truéc ngin han - 403.908.376 -
LJ 4 E:Irln cd, thé chap, ky quy, ky cugc ngén ) 10.000.000 i
— S Thué gi4 tri gia tang duoc khu trir - - -
LJd 6 Thué va céc khoan phai thu Nha nuéc - 21.359.928 -
7 Tai san ngén han khac = - -
- 3 Du phong suy gidm gié trj tai san ngén han ) ) )
khac
nd 1B Téng 1.023.385.443
| c Tai san dai han
et 1 Tai sdn tai chinh dai han - - -
1 Céc khoan phai thu dai han - - -
1 2 Céickhoan dau tu - - -
e 27 Cdc khodn déu tw ndm giit dén ngay ddo ) ) )
' han
B | - Chumg khoén tiém 4n rui ro thj trudng - - -
e - Chimg khodn bj giam trir khoi von kha ) ) )
dung
| 2.2 Dadu tw vao cong ty con = - 2
— 2.3 Ddu twvao cong ty lién doanh, lién két - - -
2.4 Pdu tw dai han khdc - - -
- | II  Taisan cé dinh - 183.003.142 -
- III  Bit dpng sin diu tw - - -
1V Chi phi xdy dung co bdn do dang - - -
| V  Taisdn dai han khdc - 2.465.378.776 -
—1 1 Cam cb, thé chép, ky quy, ky cugc dai han - - -
2 Chi phi tra trudce dai han - 49.883.801 -
| 3 Tai san thué thu nhap hodn lai - - -
— 4 Tién nop Quy hd trg thanh toan - 2415494975 -
4 Tai san dai han khéc - E -
—
e 8
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™ Dia chi: S8 2, Pham Ngii Lo, Phudng Phan Chu Trinh, Quan Hoan Kiém, Thanh phé Ha Noi
L bién thoai: (024) 3933 4666  Fax: (024) 3933 4668
[ ]
L] BANG TiNH VON KHA DUNG (tiép theo)
tai ngay 30 thang 06 nam 2018
[ ]
T Don vi tinh: VND
= Vén kha dung
L] STT NOI DUNG VKD Khoan‘glam Khoail ting
trir thém
- a 2) 3
L2 VI  Dw phong suy giam gid tri tai sdn dai han - - =
Cic chi tiéu tai san bj coi la khoan ngoai
pm trir, c6 y kien trai ngugc hodc tir choi dua
ray kién tai bdo céo tai chinh da dugc - - -
o 3 kiém todn, soat xét ma khong bj tinh giam
b trlr theo quy dinh tai Dicu 5
-
1C Téng 2.648.381.918
—t
D Tai khoan ky quy ddm bao
M 1 Giatri ky quy - - -
L Gid tri dong gop vao quﬁ,ho‘~ tro thanh todn
1.1  cua Trung tdm LKCK (doi vdi thi truong - - =
- chiimg khodn phdi sinh)
LJ Gia tri déng gop vao quy bi trir cua dé’i
12 tdc thanh todn trung tdm doi voi vi the mo ) ) i
= ' cua chinh thanh vién bu trir (do6i voi thi
truong chimg khodn phdi sinh)
-r Khoan ky quy bang tién va gid tri béo lanh
| 1.3 thanh todn cua ngdn hang khi phdt hanh - - -
ol | 7 A peinty g
chimg quyén co bao dam
r Vén kha dung (
= = . 2 7
e STT NQIDUNG VKD Khoan‘glﬁm Khoa? ting b
trir thém .
— ’ Gi4 tri tai san bao dam cho cc nghia vu i i i C
. phai cé thoi han con lai trén 90 ngay
1 1D Téng =
-
VON KHA DUNG =1A-1B-1C- 1D 36.678.472.528
=M
-
|
-l
|
-
-
-

\J

)

-t
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CONG TY CO PHAN CHUNG KHOAN ALPHA , ,
Dia chi: S6 2, Pham Ngii Lao, Phudng Phan Chu Trinh, Quan Hoan Kiém, Thanh pho Ha Ngi

bién thoai: (024) 3933 4666

Fax: (024) 3933 4668

BANG TiNH GIA TRI RUI RO
tai ngay 30 thang 06 ndm 2018

A. RUI RO THI TRUONG

Don vi tinh: VND

Céc hang muc dau tu

A ok e
Hg so rii
ro

(O] 2)

Gia tri rii ro

@)=1)x2)

Quy mo rii ro

I. Tién va cdc khoan tuwong duong tién, cong cu thi
trudng tién té

1
2

3

Tién mat (VND)

Céc khoan twong duong tién

Gidy to c6 gid, cong cy chuyen nhuong trén thi
trudng tién té, chimg chi tién giri

0% 10.679.768.832 -
0% 9.500.000.000 -

0% - -

IL. Trai phiéu Chinh phi

4
5
S

Trai phiéu Chinh phti khong tra 13i

Tréi phiéu Chinh phu tra 14i suét cudng phiéu
Trai phzeu Chinh phii (bao gom cong trdi va
trdi phzeu cong trinh da phdt hanh trudce day),
trdi phiéu Chinh phii cdc nudc thuge khéi
OECD hodc duoc bao lanh béi Chinh phu
hodc Ngadn hang Trung wong cua cdc nuoc
thugc. khoi nay, trdi phzeu duwgc phdt hanh boi
cdc 16 chirc quoc té IBRD, ADB, IADB, AFDB,
EIB va EBRD

0% - -

3% = e

I11. Trii phiéu doanh nghiép

6

Trai phiéu niém yet cd thoi gian déo han con
lai du6i 1 nam, ké ca trai phiéu chuyén ddi
Trai phiéu niém yét c6 thoi gian déo han con
lai tir 1 nam dén dudi 3 nim, ké ca trai phiéu
chuyén déi

Trai phiéu niém yét c6 thoi gian ddo han con
lai tir 3 ndm dén dudi 5 nam, ké ca trai phiéu
chuyén déi

Trai phiéu niém yét c6 thoi gian ddo han con
lai tir 5 ndm trd 1én, ké ca trai phiéu chuyén ddi
Tr4i phiéu khong niém yét c6 thoi gian déo han
con lai dudi 1 nam, ké ca trai phiéu chuyén déi
Trai phiéu khong niém yét c6 thoi gian ddo han
con lai tir 1 ndm dén dudi 3 nam, ké ca trédi
phiéu chuyen dbi

Tréai phiéu khong niém yét c6 thoi gian ddo han
con lai tir 3 ndm dén dudi 5 nam, ké ca trai
phiéu chuyén déi

Tréi phiéu khong niém yet c6 thoi gian ddo han
con lai tir 5 ndm trd 18n, ké ca trai phiéu
chuyén dbi

8% - -

10% - S

15% - -

20% = e

25% - =

30% - .

35% = ®

40% - -
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CONG TY CO PHAN CHUNG KHOAN ALPHA , ,
Dia chi: S6 2, Pham Ngii Lo, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh pho Ha Noi
Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BANG TINH GIA TRI RUI RO (tiép theo)
tai ngay 30 thang 06 nam 2018

A. RUI RO THI TRUONG (tiép theo)

Don vi tinh: VND

H¢ so rai

Quy mo riiro

Gia tri rii ro

Céc hang myc diu tu ro
—— (03] 2) B)=M)x2)
IV. Co6 phicu
Cb phiéu phé thong, c6 phiéu uu dai cia cac t6
8  chirc niém yét tai S¢ Giao dich Chimg khodn 10% 478.800 47.880
H6 Chi Minh; chimg chi quy mo
ch phleu pho thong, cb phiéu uu dai cua cac t6
9  chirc niém yét tai S Giao dich Chtmg khoén 15% - -
Ha Noi
Cb phiéu phd thong, cd phleu uu dai cia cac
10 cong ty dai ching chua niém yét, dang ky giao 20% - -
dich qua hé théng UpCom
Cb phiéu phé thong, cd phiéu wu ddi cua cac
1 cong ty dai ching da dang ky luu ky, nhung 30% ) )
chua niém yét hodc dang ky giao dich; 6
phiéu dang trong dgt phéat hanh 1an dau (IPO)
12 Cb phiéu clia cac cong ty dai ching khac 50% 15.568.770.000  7.784.385.000

V. Ching chi quy diu tu chimg khoén -

13 Quy dai chung, pao gdm cé cong ty dau tu 10% ) )
chimg khoén dai ching
Quy thanh vién, cong ty dau tu chimg khoan 30% ) )
riéng 1&

VI. Chimng kho#n bj han ché giao dich -
15 Ching khoan bi tam ngimg giao dich 40% - -
16  Chtmg khoan bj hily niém yét, hity giao dich 50% - -

VII. Chirng khoén phdi sinh
17  Hop ddng tuong lai chi s6 cd phiéu 8% - -
18  Hop ddng tuong lai trai phiéu chinh phu 3% - -

VIIL Chirng khodn khac 5

Co6 phan, phan von gdp va céc loai chim

= khogn kh{?c o 5 0% ) )

20 Cb phiéu niém yet trén céc thi truong nudce 25% ) )
ngoal thudc chi sé dat chudn

21 Chd phleu niém yét trén céc thi truong nude 100% ) )
ngoai khong thudc chi s dat chudn

2 Qhung quyén bao dam niém yét trén S& giao 3% ) L
dich Chung khoan Tp.HCM

23 C_hl'mg quyén bao dam nic‘?m yét trén So giao 10% ) )
dich Chiing khoén Ha Noi

24 Chimg quyén bao dam do cong ty chimg khoan ) )

phat hanh

11
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CONG TY CO PHAN CHUNG KHOAN ALPHA

Pia chi: $6 2, Pham Ngii Lao, Phuong Phan Chu Trinh, Quan Hoan Kiém, Thanh phé Ha N¢i

Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BANG TINH GIA TRI RUI RO (tiép theo)
tai ngay 30 thang 06 nam 2018

A. RUI RO THI TRUONG (tiép theo)

Don vi tinh: VND

A K 2.
" Y ee— dhu tur Hy :_(:) e Quy md riiro  Gid tri riiro
&) 2) B)=1x?2)
Chutng khodan hinh thanh tir hoat dong phong
25 ngira riii ro cho chimg quyén c6 bao dam do ) )
cdng ty chimg khoan da phét hanh (trwong hop
chiimg quyén cé bao dam khong cé 1ai)
Phén chénh léch giita gié trj chimg khoén co s&
»e ding dé phong ngira rui ro va gid trj chimg i i
khodn co s& can thiét dé phong ngira rii ro cho
chimg quyén c6 bao dam
IX. Riii ro ting thém (néu c6) (duwoc xdc dinh trén
co s6 von chii s¢ hiru da trich ldp ddy dii cdc khoan 2.335.315.500
dy phong)
Mire
Ma3 chirng khoédn ting Quy mé riiro  Gid trirdiro
thém
- g0 phio Bia vi N e il it Vijt 30%  7.784.385.000  2.335.315.500

Ha

A. TONG GIA TRI RUI RO THI TRUONG
(A= [+HIIHITTHV+HV+VI+HVIHVITHIX)

10.119.748.380

12
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CONG TY CO PHAN CHUNG KHOAN ALPHA
Dia chi: S6 2, Pham Ngii Lao, Phudng Phan Chu Trinh, Quan Hoan Kiém, Thanh phé Ha Noi
Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BANG TiNH GIA TRI RUI RO (#iép theo)
tai ngay 30 thang 06 ndm 2018

B. GIA TRI RUI RO THANH TOAN

Don vi tinh: VND
Gia tri rii ro

Rui ro trude thoi han thanh toan (thuyét minh I) 570.000.000
Rui ro qué thoi han thanh toan (thuyét minh 2) 561.759.333
Rui ro tang thém (thuyét minh 3) 114.000.000
Tong gia tri rii ro thanh toan 1.245.759.333

1. Riii ro truéc thoi han thanh toan

Don vi tinh: VND

Hé s riii ro Gia4 tri rii ro i
0% 08%  32% 4,8% 6% 8% ey trl
Loai hinh giao dich 1) 2) 3) (©)) 5) (6)
Tién giri kv han, cac khoan tién cho vay khéng c6
tai san bao dam, céc khoan phai thu tir hoat dong
giao dich va nghiép vu kinh doanh chimg khoén
va cac khoan muc tiém 4n rii ro thanh toan khac
Cho vay tai san tai chinh/ Cac thoa thuén kinh té
¢6 cung ban chat
Vay tai san tai chinh / Cac thoa thuén kinh té 6
cing ban chét
4 Hop ddng mua tai san tai chinh c6 cam két ban
lai/ Cac thoa thuan kinh té c6 cling ban chét
5 Hop ddng ban tai san tai chinh c6 cam két mua
lai/ Céc thoa thuan kinh té c6 cing ban chét

= - - - 570.000.000 - 570.000.000

Téng riii ro trwde thoi han thanh todn 570.000.000

13



CONG TY CO PHAN CHUNG KHOAN ALPHA ) )
Dia chi: SO 2, Pham Ngii Lao, Phudng Phan Chu Trinh, Quan Hoan Kiém, Thanh phé Ha Noi
Dién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BANG TiNH GIA TRI RUI RO (tiép theo)
tai ngay 30 thang 06 nam 2018

3
P B. GIA TRI RUI RO THANH TOAN (tiép theo)
" 2. Riii ro qu4 thoi han thanh todan
T Don vi tinh: VND
| % X
re STT Thoi gian qua han r}':ﬁ :((; Quy mé rii ro Gia tri rii ro
< Tir 0 dén 15 ngay sau thoi han thanh toan,
‘ 1 4 o i 16% - -
chuyén giao chimg khoan
,r”' ’ Tir 16 dén 30 ngay sau thoi han thanh 329 i )
Led toan, chuyén giao chimg khoan °
‘ 3 Tir 31 dén 60 ngay sau thoi han thanh 48% ) g
- toan, chuyén giao chirng khoén ’
1} 4 Tu 60 ngay tro di 100% 561.759.333 561.759.333
Téng riii ro qua thoi han thanh todn 561.759.333
B
‘—T‘ 3. Riiiro tang thém
B
r Don vi tinh: VND
P
STT Chi tiét t6i timg dbi tac Eﬁ i‘(’) Quymériiro  Gid tri rii ro
o 5
~n Tién giti c6 ky han tai Ngan hang T™
r 1 TNHH MTV Dau khi Toan Cau (GP 20% 570.000.000 114.000.000
Bank)
[ 1 Téng rii ro ting thém 114.000.000
r'
[ N
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CONG TY CO PHAN CHUNG KHOAN ALPHA , ,
Dia chi: S6 2, Pham Ngii Lao, Phudng Phan Chu Trinh, Quén Hoan Kiém, Thanh ph6 Ha Noi

Dién thoai: (024) 3933 4666

Fax: (024) 3933 4668

BANG TiNH GIA TRI RUI RO (tiép theo)
tai ngay 30 thang 06 nam 2018

C. GIA TRI RUI RO HOAT PONG

Don vi tinh: VND

Chi tiéu Gia tri

1 }'26?[% ;;h; ([));1; hoat djng phat sinh trong vong 12 thédng tinh t6i thang 9.244.083.387

II  Céc khoéan giam trir khéi tong chi phi (Il = 1+2+3+4+5+6) (3.085.107.305)

1 - Chi phi khdu hao 90.051.123

P ;a?;; 5!;}1}/21;12;; nhdp) dw phong suy giam gid tri cdc tai san tai chinh va (3.155.158.428)

3 - Chi phi/(Hoan nhdp) dw phong suy giam gid tri cdc tai san tai chinh .
dai han

- Chi phi/(Hoan nhdp) du phong suy giam gid tri cdc khoan phai thu (20.000.000)

- Chi phi/(Hoan nhdp) dw phong suy giam gid tri tai san ngdn han khdc -

- Chi phi/(Hoan nhdp) du phong suy giam gid tri tai san dai han -

III  Téng chi phi sau khi giam trir (111 =1-1I) 12.329.190.692

IV 25% Tbng chi phi sau khi giam trir (IV = 25% * III) 3.082.297.673

V  20% Von phap dinh ciia cong ty chirng khoan 7.000.000.000

7.000.000.000

TONG GIA TRI RUI RO HOAT PONG (Max {IV, V})
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CONG TY CO PHAN CHUNG KHOAN ALPHA , ,
Dia chi: S6 2, Pham Ngii Lao, Phuong Phan Chu Trinh, Quén Hoan Kiém, Thanh phé Ha Noi
bién thoai: (024) 3933 4666  Fax: (024) 3933 4668

BANG TONG HQP CAC CHI TIEU RUI RO VA VON KHA DUNG
tai ngay 30 thang 06 nam 2018

Gia trj rii ro/von

STT Cic chi tiéu PVT Kha dyng Ghi chii ;
1 Téng gié tri rui ro thj truong VND 10.119.748.380 :
2 Téng gia tri rai ro thanh toan VND 1.245.759.333
3 Tdng gia tri rai ro hoat dong VND 7.000.000.000
4  Tbng gia tri rii ro (4=1+2+3) VND 18.365.507.713
5  Vén kha dung VND 36.678.472.528
6 Ty 1¢ von kha dung (6=5/4) % 199,71%

’

ry
LrJ
[' L
Vii Thiy Anh Piang Thi Thuong Tra Nguyén Quéc Hing
Ké todn truéng Truéng bd phin Téng Gidm doc

Kiém soat ndi by

1
-

Thanh phé Ha Néi, ngay 09 théng 08 nam 2018
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