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THONG BAO PHAT HANH CHUPNG QUYEN CO BAO DAM

(Gidy ching nhan chao ban ching quyén sé 245/GCN-UBCK do Chu tich Uy ban
Chirng khodn Nha nucc cap ngay 23/10/2020)

Tén tb chirc phét hanh: Céng ty C4 phin chirng khodn MB

Bia chi tru s& chinh: TAng M-3-7 Sé 3 Lidy Giai, Ba Dinh, Ha Ndi

Sb dién thoai: 024. 3726 2600

S6 Fax: 024. 3726 2755

Thong tin vé& chiing quy&n phat hanh:

Tén chirng quyén: Chirng quyn CVPBO3MBS20CE

Tén (ma) chirng khoén co s&: VPB

Té chirc phat hanh ching khoan co s&: Ngan hang TMCP Viét Nam Thinh
Vwong

Loai chirng quyén (mua/ban): Mua

Kiéu thuc hién (chau AuMy): Chau Au

Phuong thire thye hién chirng quyén (tién/chuyén giao chirng khoén co s&): Bang
tién mat

Ngay phéat hanh: 28/10/2020

Thai han: 3,5 thang

Ngay ddo han: 09/02/2021

Ty 1& chuyén déi: 2:1

Gia thyre hién: 23.700 ddng

Gia tri tai sdn bdo dadm thanh toan: 2.000.000.000 déng

Sé Iwong dang ky phat hanh: 2.000.000 chirng quyén

Gia phét hanh: 1.700 déng/chirng quyén

S6 lvong chirng quyén da phéat hanh (trvdng hop thdng bao phat hanh b sung):
Khéng cé

S6 lvong d&ng ky mualldn: Téi thidu: 10 chlng quyén, Téi da: 300.000 chirng
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quy&n (Cac khach hang cé nhu cdu mua thyc hién dang ky, hé théng MBS s& kiém
tra han mirc sé luong CW phat hanh con lai, va dirng tiép nhan dang ky mua khi s
lvong phat hanh hét).
Théi gian nhan dang ky mua: Tl 9h dén 13h ngay 28/10/2020
Pia diém nhan ding ky mua cb phiéu va céng bé Ban céo bach:
Nha dau tw co thé thwe hién mua qua céc hinh thire sau:

+ Qua kénh Online: Nha dau tw truy cap hitp://stock24.mbs.com.vn hodc dang

ky mua qua &ng dung MB Bank va MStock24.

+ Qua mang lwéi S& Giao dich/Chi nhanh ctia MBS: Chi tiét lien hé, dia diém
Nha dAu tw vui Idng xem tai théng tin trén website cia MBS.

Ban céo bach da dwoc UBCKNN chép thuén: Nha du tw tham khéo tai website
clia MBS hitps:/mbs.com.vn

Ngan hang m& tai khodn phong tod nhan tién mua chirng quyén:

Tén NH: Ngan hang TMCP Pau tw va Phét trién Viét Nam (BIDV)

Pia chi tru s&: Thap BIDV, sb 35 Hang Vi, phudng Ly Thai T, quan Hoan Kiém,
thanh phé Ha Nai, Viét Nam.

Chi nhdanh NH: BIDV — Ha Thanh

Pia chi: S6 74 phé Tho Nhudm, Phwdng Tran Hung Dao, Quan Hoan Kiém, Ha Noi
S6 DT: 024.39362086  Fax: 024.39362095

Cam két thurc hién nghiia vu ctia td chire phét hanh déi véinha dautu:

MBS cam két thuc hién cac nghfa vu theo ding cac ndi dung da cam két trén Ban

C&o bach dwoc UBCKNN chép thuan da dugc MBS cong bd cong khai trén trang
website ctia MBS.

Ha N6i, ngay ) - thang Alnam 2020
CONG TY CP CHU’NG KHOAN MB
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BO TAI CHINH CONG HOA XA HOI CHUNGHIA VIETNAM

UYBAN CHUNG KHOAN NHA NUGC Péc lap - Tw do - Hanh phiic
sé: 449 /GCN-UBCK Ha Néi, ngay 13 théng Mincm 2020
GIAY CHUNG NHAN

Chao ban chirng quyén c6 bao dam

CHU TICH UY BAN CHUNG KHOAN NHA NUOC

Can cir Ludt Chimg khodn ngay 29 thang 6 nam 2006,

- Can cie Ludt sira doi, b6 sung mot s6 diéu cia Ludt Chimg khodn ngay 24
thang 11 nam 2010;

Can cw Nghi dinh .’90”' 58/2012/ND-CP ngay 20 thang 7 nam 2012 cua
Chinh phi: quy dinh chi tiét va hwdng dan thi hanh mét so diéu cua Ludt Ching
khodn va Ludt sivra doi bo sung mét so diéu cua Ludt chimg khodn,

Can cik Nghi dinh s6 60/2015/NP-CP ngay 26 thdng 6 ndm 2015 cia
Chinh phi} sika d6i, bé sung mét s6 diéu cuia Nghi dinh s6 58/2012/ND-CP ngay
20 thang 7 ndm 2012 cua Chinh phi quy dinh chi tiét va hwéng dan thi hanh
mot s6 diéu cia Ludt Chimg khodn va Ludt sira déi, bo sung mot sé diéu cia
Lugt Chung khodn,

Can cir Nghi dinh 56 86/2016/ND-CP ngay 01 thang 7 nam 2016 cua
Chinh phu quy dinh diéu kién dau tu, kinh doanh chung khoan,

Can cir Nghi dinh 56 1 51/2018/ND-CP ngay 07 thang 11 nam 2016 cua
Chinh phu svea doi, bo sung mot so6 Nghi dinh quy dinh vé dieu kién dau tu, kinh
doanh thuéc pham vi quadn ly nha nuée cua B Tai chinh,

Cdn cit Quyét dinh s6 48/2015/0P-TTg ngay 08 thang 10 nam 2015 cua
Thu tu'ong Chinh phii quy dinh chitc ndng, nhiém vu, quyén han va co cdu t6
chiec cua Uy ban Chung khodn Nha nudc truc thugc Bo Tai chinh;

Can ci Thong tur 56 1 07/2016/TT-BTC ngay 29 thang 6 nam 2016 cua Bj
truong Bo Tai chinh hwéng dan chao bdn va giao dich chimg quyén, co6 bao
dam;

Can cu Quyet dmh s6 72/OD-UBCK ngay 18 thang 01 nam 2018 ve viéc

ban hanh Quy ché huéng dén chao bdn va phong ngira rii ro chitng quyén cé
bao dam;

Can cit Gidy Phép thanh ldp va hoat dong s6 116/UBCK- GPHDKD ngay
09 thang 12 nam 2013 cia Chii tich Uy ban Chimg khodn Nha nuée cdp cho
Céng ty C6 phan Chimg khodn MB;



| Xet hé so ding ky chao bdn chimg quyén c¢é bdo dam ciia Cong ty Co
phan Chumng khodn MB;

Theo dé nghi ciia Vu trudmg Vu Quan Iy Kinh doanh Chimg khodn,

QUYET PINH:

Piéu 1. (_;ép Qiéy chimg nhén dang ky chao ban chimg quyén c6 bao dam
cho Céng ty C6 phan Chirng khoan MB theo céc ngi dung sau:

1. Tén chimg quyén: Chimg quyén CVPB03MBS20CE
2. Tén (ma) ching khoan co s&: VPB

3. Té chirc phat hanh chimg khoan co s&: Ngan hang TMCP Viét
Nam Thinh Vuong.

4. S lugng chao ban: 2.000.000 chimg quyén

Ty 18 chuyén d6i: 2:1

Loai ching quyén: Mua

Kiéu chimg quyén: Chau Au

Phuong thic thuc hién ching quyén: Bang tién

o Ty % A

Thoi han ciia chimg quyén: 3,5 thang
10. Ngén hang nhan ky quy tai san bao dam thanh toan: Ngan hang
TMCP Dau tu va Phat trién Viét Nam - Chi nhanh Ha Thanh.

Diéu 2. Cong ty C6 phin Chimg khoan MB phai tuén thi phép luat Viét
Nam, cac quy dinh vé chiing khoan va thi truong chimg khoén va ndi dung trong
Giay chung nhan nay.

Piéu 3. Gidy Ching nhan nay c6 hiéu luc ké tir ngay ky.

Diéu 4. Gléy chimg nhan nay duogc 1ap thanh 05 ban chinh: 01 ban cap
cho Céng ty C6 phan Chimng khoan MB, 01 ban luu tai Uy ban Ching khoan
Nha nude, 01 ban giri cho S& Giao dich Chimg khoan Thanh phd H6 Chi Minh,
01 ban gtri cho Trung tdm Luu ky chimg khoan Viét Nam, 01 ban giri cho Ngén
hang TMCP Dau tu va Phét trién Viét Nam - Chi nhanh Ha Thanh./. '




BAN CAO BACH
CHAQ BAN CHUNG Qi.lYEN CO BAO PAM

- Tén chimg quyén:
- Tén (mi) chimg khodn co sd:
- Té chire phat hinh chimg khodn co so:

- Logi chimg qu}'én.'

- Kidu thyc hign:

- Phuomg thize thire hign chimg quyén:
= Mgiy phit hinh:

- Nghy gino dich cudi cling;
= Ngay dido han;
- T¥ 18 chuyén dd::

= Gnd thire hifn

- Gid tr) t sén bao ddm thanh todn:

- (G chio ban:

- Tong s lugng chio bin:
- Tong gid trj chio bin:

TO CHUC PHAT HANH:

CVYPBOIMBS20CE

VPR

MNgin hing TMCP Vit Nam Thinh
Vugng

Mun

Chiiu Au

Thanh todn tién

1.5 théng

Mgy phat hanh chinh xac s& dugc cing
tat Bén Thing bao phat hanl i ngiy

phit hinh chimg quyén

Trrive nghy dio han 02 ngay giso djch

3,5 thing ké ir nghy phat hinh

2:1 (2 chimg quyén quy ddi quyén mus |

ed phitu co sd)

15,000 — 35.000 VNIDVed phifu (Gid thye

hién chinh xfc s# duge cdng bod tm Bin

Thing biéo phit hinh),

Téi thidu 50% gik tr chimg quyén duge

phép chio ban

1.000 - 4.000 VND/chimg quyén (Gia

chio bin chinh xic s duge cdng bo tai

Ban Thing bao phit hinh tgi oghy phit

‘hanh chimg quyén).

2.000,000 chimg quyén
2,000.000.000 - 8.000.000,000 VND

CONG TY CO PHAN CHUNG KHOAN MB
Dia chi: Tng M-3-7, s8 03 Lifu Giai, phurdmg Lifu Giai, Ba Dinh, Ha Noi

Dién thoai:  (84-4) 3726 2600

Website :  www.mbs com,vn

Bloomberg: MBSV<GOs

Phy trich edng bd théng rin:

Ho tén: Plimg Thi Thanh Hi
NGAN HANG LUU KY:

Fax: (84-4) 3726 1601

5d dign thogi: 024 3726 2600

Negfin hing Thirong mai ci phiin Piéin T v Phit Trin Viét Nam - BIDV(*)
Bija chi: BIDV Ha Thanh, sb 74 Tho Nhudm, phuimg Trin Hung Do, quin Hedn

Kiém, thanh phd Ha Noi, Viét Nam

(*) MBS cam két khéng phdi ngwdi b lén quan véi Ngdn hdng hee by
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NOI DUNG BAN CAO BACH

I.  CAC NHAN TO RU1 RO
L. Rai rochung

Nhi ddu tr cin doc ban cio bach ndy vi chc thi lidu kém theo d& nim vimg chc ndi
dung cia chimg quyén ¢6 bio dim, cée rii ro di kém véi vide diu w vio chimg quyén cd bao
dﬁm,dﬁnsIhﬁidﬁnhsiisuphﬂhupchihﬂndﬂumﬂuﬂnpﬂmnhﬁngcﬁ;ﬁnﬂbb&nd&m
vii miyc tidu du tr vii tinh hinh thi chinh cia minh, Nba ddu tv dwge kbuyén nghj tham khdo
che chuyén vién tu vin thi chinh, mdi gidi chimg khodn hoje chuyén vién phén tich 48 ndm
vilmg vé cach thire diu tr vio sin phim chimg quyén cé bio dim niy.

Chimg quyén b bao dim 14 ﬂnph&mniutﬂ: phdi sinh, cd tinh chét phirc tap vi khing
phit hop véi ciic nhi du w thiéu kinh nghiém. Ching t6i khdng kbuyén khich nhi diu o
tham gia d&u tr khi chua hiéu rd sin phim vi chira slin sing chilp nhin cde i ro ddu tr due
trink bédy dudi diy.

“Ching t5i khdng cam két thyc hién dibu tra, nghién cir lién quan téi 1 chibe phit linh
chimg khodn co s&. Nguii s& hiu chimg quyén khong nén hiu sy phit hanh chimg quyén
nbar mét khuyén nghj cia ching t61 lign quan t4i chimg khon co sd. Ngodi m, nguin s hir
nén hwu ¥ riing cdc cong ty hode 18 chire ¢ chitg khodn co sé hofie cée 1 chire lidn quan
khitc khidng tham gia vio soan thio ban cio bach niy.

L1. Riii ro lién quan dén td chire phat hinh chimg quyén

Riii ro tr gigo dich ciia 10 chirc phar hdinh; T8 chire phit binh ludn 6 thé mus lgi
chimg quyen trén thj truémg vi chc chimg quyén niy cd thé dwge nim gilt hojic bj hiy hoje
han lgi. TO chic phit hinh cb thé thye hién cie gino dich & phing ngira rii ro vi giso dich
niy cé thé dnh hudmg dén gid chimg quyén. _

Rili ro thanh todn: Nhi diu tr chn lwu § ding trong qua trinh phit hinh chimg quyén,
mic dit nhimg tiéu chudn khit khe v& khi ning thanh todn phai luén duge chip hinh béi tb
:hﬂ:ph.i:hinh,Iuﬂnt&:tgin.‘:imtﬁchﬂtphﬁthlnhhinﬁtklﬂnﬂngdmhmﬁnﬁihﬂnglﬂ
thire hién quyén cho nhé diu tr. Trong trudmg hop b chire phit hinh mét khé ning thanh toén
ho§ic khing di thi shn dé thanh todn thye hién chimg quyén, vife gifi quyét quydn lgi cho
ngurir st it chirng quyén duge thye hién theo quy dinh phip ludt lign quan.

Riii ro climg quyén bf hity nidm yér:Trong trutmg hop 1 chite phit hinh bj dinh chi,
tam ngimg hogt dgng, bgp nhét, sip nhip, gidi thé, phi sin hofic bj thu hii Gidy phép thinh
liip va hoat ddng, chimg quyén s& bj hiy niém yét Do do thn tai rii ro chimg quyén bj hiy
trude ngiy dio hagn,

Riii ro tir vige thie hign sw e chib exia 1 chire phdt hdnk: Ngubi so hire chimg quyén
nén Iy ¥ ring ching t8i c6 quyén ty chi trong cdc hogt dgng kinh doanh phi hgp voi diéu
khodn trong Ban cdo bach niy vi co thd dnh Wrdmg dén gid chimg quyén. Trong cic sy kifn
bi mua lgi hodc thay ddi chu tic doanh nghidp lién quan i quydn lgi ciia ngudi s hitu
chimg quyén, chiing 16i cb quyén lya chon céc host ddng litn quan 1&i chimg quyén mh ching
t8i cho riing phit hop. Ngudi s& hitu khang 6 quyén budc ching 10i thire hign cic hogt ding
litn quan i giao dich hofic thye hién quydn cia chimg quydn. Té chirc phat hinh cam két s2
tira m cdc quyét dinh mang tinh cdn tong. Néu chc bén lién quan dén cde nghla vy vai 1
chirc phit hinh khing thé dim bio dwge cic nghia vy cia minh thi didu niy ¢ the dnh hudng
din kit qua hoat dong lién quan 1 chimg quyén,
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Riii ro do mdu thudn quyén [pi: Th chirc phit hinh tham gia vao nhiéu hogt ddng khic
nhlucdlhﬂgﬂ;}rnmluﬂminquﬁmlﬁmﬁimhnﬂhﬂu. T chirc phéat hinh khing cé nghia
vy céng hd thing tin lién quan t cic hogt ding giao dich, tr vin, thue hién quyén, miu
thulln quyén lgi. TA chire phét hinh ludn cé thé phit hinh vi niém yét clc chimg quyén khic
cd khd ndng dnh himg dén gid chimg quyén.

Riii ro bdo mdt théng tin: T4 chirc phit hinh cam két cf ging hét sic ¢ dim blo sy
béo mit cia théng tin khich hing, tuy nhién td chire phit hinh khing cam két c6 thé cung cép
sir bio mft hodn todn d6i véi cdc thdng tin nay.

1.2. Riil ro lién quan 8én sin phim chimg quyén

Riii ro ddu fr chung: nguedi sér bt nén od kin thirc v phrong phip djnh gid ciia chimg
quyén va chi nén giao dich sau khi d8 xem xét cfin trong. Chimg quyén 1h sin phim phil hop
v nhi diiu tir hidu 1 vé cde nli ro vé chc co ché gia lién quan. M3t khoin diu tir vio chimg
quyvén khwing twong duong voi mdt khodn diu tur vio thi sin co s0. Miic di lgi nhudn cia mot
khodn diu tr vio chimg quyén lién quan mt thiét t&i thay dbi trong gid cia thi shn co s8, s
thay d&i ctia chimg quyén dbi vdi sy thay ddi gid thi sin co s& cd thé khong wong duong.
Ban biy cao cila chimg quyln 6 nghia ring ngudi sé hifu 68 c6 nid ro du tr cao hom so v
ditu tw ciing gid irj vio thi sdn co sb.

Riii ro do thai gian ddo han cia chimg quyén: Do chimg quyén cé thin gian dio han
nén gid coa chimg quyln cé thé bj gidm khi dén gin ngiy ddo han cda chimg qu:p&nv& miic
giim gid nay o6 thé s kh Iém. Néu nha dhu tr ndm git chimg quyén dén ngdy déo han va gis
thanh todn nhi hon hofic bing gid thye hidn quyén thi gid cin chimg quyén s& bing khing,
khi d6 nha diu nr s chiu mot khoin 13 bing ding 54 tifn di bé ra @& mua chimg quyén. Vi
viily, trude khi quyét dinh ddu tr vio chimg quyén, nhi ddu or cln nghién el k¥ xu thé bién
ddng gid cila chimg khodn co s¢ trong khodng thin gian cdn higu lyc cia chimg quyén.

Riuii ro #gﬂ: Ridi ro v gid b nii ro do sy thay ddi gid cia chimg qu}u!n. Sur thay dbi i
ciia chimg quybn phy thude vio nhidu yéu o8 nhir gid cla chimg khodn co st, mirc d6 bién
dimg gid chimg khodn co s&, thii gian cdn hifu lyc cia chimg quyén, 1 suft, ob tic cia
chimg khodn co sb,... Trong 86, yéu th quan trong nhdt chinh 14 gi cia chimg khodn co sé,
Mgodi ra, gid cia chimg quyén cén phy thude vao yéu tb cung chu cla thj wrdmg vé chimg
quyén. Miic dit 18 chire phit hinh thudmg phit hinh khii lrgng chimg quyén theo khii lugng
di ding ki v Uy ban Chimg khoén Nhi nude, tuy ohidn, th chie phit hinh vin cb thé ting
khibi lugmg cung (mg chimg quydn thang qua phwong thirc phat hinh bé sung chimg quyén
mi#n 14 han mire phit hanh chimg quyén d4 chia vugt qud han mitc phat himh 18i da theo quy
dinh cia Uy ban Chimg khodn Nhh nude. Vigo phat hinh thém nay c6 thé anh hudmg dén gia
cia chimg quyén.

Reli vo #ir tink dén hay: Du ur vio chimg quyén chi lién quan dn sy thay ddi gif ciim
chimg khodn co sé chir khing phii diu t tre tidp véo chimg khodn co 58, do d6 nha diu
duge hudmg lgi tir tinh chit don by cla chimg quyén khi 6 thé nhin duge todn bd sy thay
ddi gid cim ehimg khodn co st trong khi :h]dghli bé ra mft phin chir khéng phii todn bé gi
ciia chimg khodn co 5. Ngoai m, tf 18 thay d6i gid clia chimg quyén trén thj trutmg cd thé Iém
hom tf 18 thay d8i gid cia chimg khodn co &, vi viy nhi diu nr cé thé 12 nhidu hen hoge 18
nhiéu hom so voi viée diu tr trye tifp vdo chimg khobn co sd.

Riii ro thank khodn: 14 nii ro xdy ra khi nhd diu tr khong thé bin chimg quydn & mic
gifi mong mudn do thi trrdmg thifu thanh khodn 88 v&i chimg quyén 86, Thanh khodn ciia
chitng quyén phy thudc vho cung chu thi tnidmg va hidu qua hoat ddng cia & chire to 1ip thi
trumg. Mje di 15 chire phit hinh cam két s thire hién cic cing thc tao Iip thi truémg v cung



chp thanh khodn cho thi trubmg chimg quyén, 10 chirc phit hinh khéng cam két th trudmg
giao djch ctin chimg quyén s@ sii ding.

Quyén lri nha dei e N dla 1 s hitu chimg quydn khong cb quyén lgi nhur od ding
st hihe chimg khodn co &, bao ghm nhing khong gicdi han quyén tham dy Pai bii ddag od
ding, nhiin cb wre, q'u;-'En mua cd phiéu phat hanh thém, hodc che quyli.'n khic phit sinh o
chimg khodn co sd.

Rii ro khi hya ehon chimg quyfn it edng ey phing ngima rid ro: Gid chimg quyén ludn
¢ thé thay d6i nguge véi ki vong cia nhd diu wr 56 hitu chimg quyen, do 4 chimg quyén
khéng dim bdo & ludn 1A mdt cong cy phong nglrs rif ro hidu qud cho nhi &y w sd hitu
chimg quyén.

Liru  vé thué

Theo Céng vin 1468/BTC-CST ciia By Thi chinh vé chinh sich thué a4 v chimg
quyén et bio dim, trong tnuimg hop tude ngy dio hon, nhi ddu tr chuyén nhugng chimg
guyén thi thu nhip tir :]:lu;.rén nhugng chirng quyén s8 dp dyng thué dbi vii chuyén nhugng
chimg khotin, duge xéc dinh bng gid chuyén nhugng chimg quyén cb bio dim tmg lin nhin
(x) vird thué sofit 0,1% (Trong @6 gis chuyén chugng chimg quyén cd bao dam timg 1in 13 gia
khirp 1énh chimg quyén trén S& giao dich chimg khodn nhin (x) $6 lugng chimg quyn),

Mt khac, trong trudmg hop nhi dfu tr thye hifn quydn tpi nghy déo han, tai thai diém
thyre hién quyén chuyén giso bing tién, thu nhip cia nhi diu ur dp dung mire thué sudt 0,1%
trén gid chuyén nhugng chimg quyén ct bdo ddm timg Mn (Trong 44, gid chuyén nhuomg
chimg quyén cb bdo dim timg 1dn bing gid thanh todn cia chimg khodn co sé nhin (x) (S0
lugng chimg quyén chia (;) cho Ty 18 chuyén ddi)).

Trubmg hop nhd diu w nim gilk chimg quyén cb bdo dim va thire hidn quyén i ngiy
4o hon, thué phit sinh s& cao hon nhidu lin so véi viéc chuyén nhugmg chimg quyén trude
ngy dao han (vi dy minh hoa tai Mye V1.8.2), trong mt 58 trudmg hop ¢ thé lhm nhi diu tu
bi 1§ khi thué phat sinh nhidu hon lgi fch nhiin duge tr chimg quyén, khi d6 T chire phit
hanh & o6 quydn truy thu thud 88 véi nhi diu tw ndm gilt chimg quyén tpl nghy déo han.

1.3, Riii ro lidn quan dén chimg khodn eo siv

Mot sb sir kién xdy ra (bao gom vi khang gici han viée phit hinh quyén, phat hanh cd
phidu thudmg hode phin phdi tibn bii Céing ty, chia nhd hodc hop nhét chimg khodn co st
hodic sy kién thi cdu tric dnh hudmg téi Cang ty) cd thé din dén viée ching 181 phis didu chinh
cite dibu khodn ciia chimg quyén. Tuy nhién, ching 13i khing o6 nghin vy phai didu chinh cie
didu khodn v dida kifn cia chimg quyén cho moi sy kién lién quan 16i chimg khodn co st
Bit kv sy didu chinh bofie cde quyét dinh khang dieu chinh déu 52 co the ddng i gif wi cia
chimg quyén. Vige didu chinh chimg quyén s2 dwoe thye hign theo quy dinh phip ludt. Ngoai
ra, mdt s6 sy kién xay ra (bao gim chimg kbodn co sé bj hdy niém yé1 hojic tm ngimg giao
dich) diin dén viée chimg quyén bj hiy niém yét hojic tpm ngimg giao djch theo quy dinh cia
phip lude
2. R ro dde thi lién quan téd o chire phat hinh chimg quyén
2.1, Riii ro vé hoat ddng cung cip dich vu mii giéi

Hoat ddng méi giti 14 mang kinh doanh dwge MBS tip trung trong yéu, diy 1a ming
hoat ddng mang lgi vi thé cho cong ty chimg khodn nén ludn dwge MBS diit ra myc tiu vé thi
phiin & nhém din diu thi trudmg. Di kém wéi mye Géu kinh doanh cao, MBS nhén thic diy
ciing 14 ming kinh doanh tifm dn cic i ro lom, trong 48 cde ni ro trong yéu nbwr rili ro dpo
dirc nghé nghiép, rin ro sai sot, nhikm i khi thyre hign gino djch ciia khich hing. ..
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Dé han ché vh gidm thidu thi da ede nii ro trong hoat d9ng nay, Cong ty xby dymg hé
thing quy trinh, quy dinh kifm sodt chit che, tit ci cic nghidp vy déu duge kifm sodt hai cap;
ting cudmg dus cdng ngh hoa vio quin tri hoat ding d& gidm thitu véu 10 sai sot cda con
ngudi; nhin sy thuje hogt djng méi gidi duge uyén chon, khao sét dinh v dao 3o thuimg
xuyén d¢ ning cao trinh 43 va nhin thire nii ro.

Mat khdc, cong tv cb hé thing kifm sodt ddc 1p bao gbm quin trj rii ro, kiém sodt ndi
bj, ban kiém soit dwge duy tri hoat ding dinh gia dic lip, khich quan vi lién tuc lén cic
chuomg trinh rd soft ludn phién nhim phit hién kip thii vi ngin chiin cée sy kifa nii ro phit
sinh gy thift hai cho cong ty.

2.2. Riil ro trong hoat djng tw vin khich hing

Nhim han ché céc nii ro cb thé phét sinh lidn quan dén tinh chinh xéc vi hiéu qui cia
dich vu tir vin, tinh kip thiri ciia théng tin cung eip cho khich hing va anh huémg cia trink 40
chuyén mén trong chit luomg r vin, MBS tip trung ngudn lyc Iém cho ddi ngd Nghién ciu
vin nhin s gidd, trinh df chuyén mon cao duroe dio tpo trong v ngoda nindre, ning can tinh ky
hufit nghiém ngst vé dao dirc nghé nghiép.

1.3 Rii rndh&th;rtﬂrhinhrhum':luug[rﬁlmth:nh o)

i viri MBS dity I mang hoat dng dem lai nguén doanh thu chiém ty trong Ién nhing
ciing 14 ming hoat ddng tidém &n rii ro Ién nhit.

MBS dii xiy dyng mit b) méy quin trj trén co sér I¥ lufin chit che va rd ring &é giam
thifu nii ro tAi chinh cho c& MBS v khich hing. Danh myc cho vay ciia MBS duge thim
dinh theo b tiéu chi chudn mire trén co sé nén thng 14 yéu th thanh khodn cia o phifu vi gia
trj co ban doanh nghiép cia cb phiu do,

2.4. R ro vé thanh khodin

Py Ia rii ro nghiém trong d5i v&i cfng ty chimg khoan, xuét phét tir vige Céng ty bj
thiéu hut sb dur tidn trén i khodn/mit kha niing thanh khodn dé thanh tofn cho che giso dich
phit sinh trong ngay nhe thanh todn bd trd vidi Trung thm lwu k¥ Viét Nam, thanh todn cc
nghi vy dén han ciie cong ty chimg khodn adi véi d&i tic, co quan ban nganh... Rii ro niy c6
thé diin dén nguy co edng ty chimg khoan bj dinh chi hogt ddng kinh doanh lim anh huwémg
dén ciac khich hing dang co thi khodn gino dich tgi cong ty,

MBS ddic bidt chi trong dén logi ria ro ndy dé dim bao khéng phiit sinh sy kién ril ro
mit thanh khoén. B¢ kiém sodt duge logi binh rii ro niy, MBS xiy dyng mft hé (hbng kilm
soit ngudn vin chit che nhim phin bd vin hiéu qui, khong 3 xiy ra tinh trang mét cin dbi
vin; da dang 351 the huy ddng vin cho cdng ty 4é MBS chi d6ng vé ngudn vén: xiy dyng hé
thing dinh gid cic chi tiéu an todn thi chinh trong 46 dua ra cdc cdp cinh béo d& xi¥ I¥ kip
I:hb'i',thwhiﬂnnﬂnguﬂhinhmpdgph&ngmmtinhhﬁ.n:inﬂym.

2.5. R ro thj trudmg

Tai thivi difm hién tai, Céng ty C6 phin Chimg khoin MB dang thye hién viéc diu tu
chimg khodn niém vét va chua niém ]n‘.t biing ngudn vén chi 54 hifu coa cbng ty. Do d, bién
ding gia chimg khodn néi riéng va bién ddng cia thj truémg chimg khodn néi chung s& I nii
ro &nh hudmg trye tiép 167 két qua kinh doanh hang nim cis Céng ty.

P& han ché mii ro néy, Ban linh dao df thyre hién ké hopch kinh doanh da dang héa danh
muye dhu tr, dbng thii Cang ty clng 6 d6i ngd chuyén vién nghién ciu phin tich, dinh gid
trudre khi thyre hién ddu . Mt khie, Cang ty luén tifn hinh trich 1§p cic khodn dy phing
gidm gid chimg khodn mét cich ddy dii, theo diung quy dinh cia phap lujt Prtu nity dii giup
MBS tin dyng duge cic co hii coa thj truimg nhim ning cao hidu qua diu tr.



2.6. Rii ro vé ha ting chng nghé thing tin

Giao djch cla khich hing qua hé thing trye tuyén chifm ty trong gin nhur todn b khidi
lugmg énh giao :Ii:hla.iMBS.Hnling cong nghé thing tin déng vai ind quan buoong vl nhifog
tidm dn rii ro vé hé théng ctng nghé thing tin cb thé phit sinh nhir:

- Mt két noi, gidn dopn giao djch cia khich hing.
- Sai Jch, mit sb ligu cia khich hing,
. }i‘.ﬂmnhapt.l!mHl:kﬂ'limrd.tlumhﬂmﬁug.khﬁugdtmbiuﬂﬁcbinmhllﬂnitmcuu
khach hing, clng ty chimg khodn,
2.7. Riii ro cgnh tranh

Hién nay, tinh hinh canh tranh giftn cdc cbng ty chimg khoan ngly chng gay g:ﬁ.t. die
bift thj trurdmyg cé sy tham gia cla céc cong ty chimg khofn lém dén tir Han Quic. Cic cdng ty
chitng khodn lién tiép dua ra céc hinh thic @& thu bt khich hing nhu gidm phi giao dich,
ting qui, hd trg khi mé thi khodn méi, tri theé thu nhdp ¢4 nhn tir diu tr chimg khodn cho
nha ddu t...

Vi tim nhin tr0 thinh cdng ty chimg khodn hing ddu trén thj truimg chimg khodn,
cung clp céc dich vy chimg khodn 6t nhdt cho khich hing, Cong ty Cb phin Ching khodn
MB ludn sing tao vk nb lye khing ngimg mang dén co hi ddu tr vh thng tnrimg ti chinh
cho timg khich hing va of dong,

1.8. Rai re nhiin sy

Ddi v cic chng ty hoat ding wrong Ffinh vire ddc thi di hdi trinh 43 chuyén mdn
nghiép vy cao nhwr inh vire chimg khodn thi ddi ngl nhin sy 1 yéu 1 cgnh tnh mang tinh
quyét dinh. Giira cie cing ty chimg khodn thuémg ¢é xu hudmg dich chuyén, thu kit 18i kéo
,u.hinvl&uuﬂuuhnu,m:lp]u:chum;ﬂndinhnhlnw:ﬂatﬁngry.Tuynhi&n.vﬁin.']:jnhs-ﬁa:h
diii ngd pha hop, coi trong chién luge phét tridn dao tao, Cong ty tin ring d0i ngl nhin vién
khing chi gin bé liu dii mh con nghy chng olng cao chit lwomg hom, tép sirc cho sy phit
trién manh cia Céng ty trong thir gian 1,

I. NHONG NGUOT CHIU TRACH NHIEM CHINH BOI VOI NOI DUNG BAN

CAO BACH
1. T chirc phit hinh
Ong:LEé Viét Hai Chis tich Hdi ddng quan trj
Cng: Trin Hil Hi Thiinh vién Hii déng quin wy/Tdng gidm dbc
Ong:Nguyén Viin Hye Ké tofin trudmg

Ba:Ngayén Kim Chung Truomg Ban kifm sodt

Chiing 13i d4m bio riing céc thing tin v sb lidu trong Bin cédo buch niy 14 chinh xde,
nmgmrcl.r!lnam.kﬁlchluﬂ‘&nhnhigm»éﬁnhumgihw,ﬁhlnhnl:ﬂhnhﬁngmﬁngﬁnvh
s lidu mhy phit hgp vioi thye & ma ching 16i duge biét, hobe d& didu tra, thu thip mit cich
hop 1y

Ching t5i ¢é thé cip nhiit hofie stta d6i bin céo bach ndy trong qui trinh phit hinh
chimg quyén 3¢ ddm béo ding céc quy dinh duge ban hinh. Bit ki sy cip nhit bd sung nia
s& duge cong bl thong tin i S& Giso dich Chimg khodn,
2. Th chire bio link phit hinh: Khing cé
3, To chire tur viin: Khing e6
M. CAC KHAINIEM
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Chirng quykn ed bio ddm (sau diy goi tht 14 chimg quyén) 14 hop déng gitta nhi diu
tir vii th chire phit hinh chimg quyén duge dinh nghia theo khodn 1 Bidu | Nghj dinh sd
60/201 5/ND-CP ngy 26/06/2015 ciia Chinh phi stm ¢di, bb sung mdt sb diéu cin Nghj djnh
st 58/2012/ND-CP nghy 20/07/2012 lia Chinh phii quy dinh chi tiét va hirmg dén thi hinh
mit sb ditu cim Ludt Chimg khodn vh Luft sia d6i, bd sung mit s6 difu cia Luft Chimg
khodn (=au diy goi tit 13 Nghj dinh s6 607201 5/ND-CF).

Chirng khindn eo sir i chimg khodn duge sir dyng Jam i sn co sér cla chimg quyén.

Ti chire phét himb ching khodn co' sé 1a t6 chire phit hinh chimg khodn lim thi sdn
oo s cia chimg qu}étL

Té chire phit hinh chimg quyén (sau ddy goi tit 1A td chitc phét hinh) 1 cdng ty
chitng khoan phit hinh chimg quyén,

Ngiin hing lwu k§ li ngin hing thyc hign viéc lna ki, gidm sit ti sin do 5 chirc phat
hanh chimg quyén ki quf € bio dim thanh todn cho céc chimg quyén 48 phit hinh va khang
phii 14 nguin co lién quan cia 16 chire phat hinh theo quy dinh cda phip ludt chimg khodn.

Ngirdn sir hiru chirng quyén i nha diu tr sér hita chimg quyén, ddng thir 1A chi ng cb
bao dim mit phin cin 1B chire phit hinh vi khing phai i 16 chire phét hinh chimg quyen.

Chirng quyén kién chiu Au |3 chimg quyén ma nguir sér hi chimg quyén chi duge
thyc hién quyn tai ngdy déo han,

Gih thue hign 1d miec gid md ngudi s hite chimg quyén cé quyén mua 6 quyin mua
chimg khodn co 86 tir 1 chire phat hanh, hojc duge 18 chirc phit hinh ding dé xac dinh
khodn thanh todn cho ngudi sér hitu chimg quyén,

T# I¢ chuyén a8i cho biét 58 lrgng chimg quyén cin c6 dé quy @i thanh mét dom vi
chimg khodn co sb.

Ngity ddo han I ngay cudi cing ma ngwii st hifu chimg quyén duge thye hin chimg
quyén.

Chimg quyén dang lim hinh 13 chimg quyén chia déo byn va dang duge nim git boi
ngirér siv hitu chimg quyén.

Chimg quyfn chira liu hdnh 14 chimg quyén 48 phat hinh nhung chira dirye s hir
biri reha diu tr. Chimg quyén chara lwu hinh duge ks ki trén thi khodn cia 1 chite phit hinh

Chimg quyén cé 14l (TTM) I chimg quyén mua cé gid thye hign thip hom gid cin
chimg khodn oo s

Chimg quyén 18 (OTM) la chimg quyén mua c6 gié thirc hign cao hon gid cta chimg
khodén co s

Chimg quyén hoa vin (ATM) la chimg quyén mua co gid thye hign bing gid cla
chimg khodn co sd.

Vi thé mir chimg quyén cia 14 chirc phit hinh bao gbm tht ci cde chimg quyén dang
I hinh chua duge thye hién.

Vj thé phéng ngira rii ro 1§ thuyét i s0 lugng chimg khodn co s& di kién cin phai
nim gilt dié phing ngim mi ro cho chimg quyén xéc dinh theo phuong dn phing ngia ni ro
ciia t6 chire phit himh.

Vj thé phong ngim rii ro thye té duge xéc dinh bing 56 lugmg chimg khodn co sb
thyre o6 ditng cho muye dich phéng ngira i ro, chimg quyén cé cimg chimg khodn co sé do b
chirc khic phat hanh v sb tién da ndp twong mg véi philn chénh léch gilta vi thé phémg ngira



rii ro 1§ thuyée v vi thé phang ngira i ro thyre té trén thi khodn wr doanh cda t8 chive phit
hinh.

Delta li gié trj thay ddi cin gid chimg quyén img vii mit thay ddi trong gid chimg
khodin cor s,

Cong thirc:

Mire 48 thay 481 gik chimg quyen
Mire 45 thay 48i 714 chimg khodn co s&

Gid thanh todn chimg quyén khi thye hién quyén li binh quin gii dong cua cia
chimg kho#n cor s trong nm (05) ngdy giso dich lién tnrde nghy déo han, khing bao ghm
nghy déo han.

Ngiy dling ki cudi cing 13 ngiy lam vife thir 2 sau nghy giao djch cudi cing tai
SGDCK va 14 nghy dio han chimg quydn trong trudmg hop thue hién chimg quydn do déo
han.

Ngity thanh todn la ngay Jam vige thir § ké tir nghy dang ky cudi cling.

IV. COHQIDAU TU
I, Thng quan vé nén kinh té Vigt Nam

Téng tridmg GDP Viét Nam ndm 2019 dgt két qud dn trgmg v the di ting 7,02%,
gifim nhg 50 véi mirc thng 7,08% cia nim. Vin FDI gidi ngén ndm 2019 wie tinh dat 20,4 ty
USD, thng 6, 7% so vdéi ndm tnrde; thng kim ngach xuft nhip khin hing héa nim 2019 e
tinh dgt 516,96 ty USD, trong dé kim ngach xulit khiu hing hia dat 263,45 tj USD, ting
8,1% vit kim ngach hang hoa nhip khiu wie tinh dg 253,51 1y USD, ting 6,8% so voi cing
ky nim trude.

Nam 2020, Tang truémg kinh t# Vit Nam trong qui 2 we tinh ting 0,36% so vin cing
k¥ nm ngoki, GDP & thing tAng 1,81%, mirc ting thip nhét trong 10 niim trong béi chnh kinh
& todn cdu suy thodi siu do Covid-19, Tinh chung 8 thing diu nim, kim ngach hing hod xult
khéu dat 174,1 ty USD, thng 1,6% so voi cling ki, kim ngach hing hoa nhip khdu dat 162,2
1y USD, gikm 2,2% so voi eiing k§. Cin cin thuong mgi thing du k¥ Iye 11,9 ) USD. Chi sb
sin xudt cong nghifp trong thing 8 ting 3,5% so v thing trwde va gidm 0,6% so vin cing
k. Do sy suy yéu efa linh vye sin xullt trang phye, gisy dép, sin xult 616, xe may, cling nhir
linh vise khai thie diu thé, ning lwvgng, PMI sin xufit cia Viét Nam gidm thing thir 2 lién tiép
vé mire 45,7 diém khi sin lrgng sin xudt va s6 luong don hing xudt khiu déu giim,

Téng chi NSNN nira diu ndm 14 9182 nghia tf (+10% yoy), trong 46 chi thudmg xuyén
It 633,2 nghin 1y (+4,3% yoy) vh chi dbu tr phét trién dat 209 nghin tf ddng( +44%). Lam
phit thing 8 tAng 3,18% so vdi cing k¥ nm ngodi vi ting 0,07% so vdi thing trude. Tl nay
dén cudi niim, hidu (mg gikm phit do gid thit lon difu chinh gidm s2 trung hod the ding lén
lgm phét do gid diu ting. Tinh dén hét thing 8, tng wuimg tin dyng trong nim 2020 ma chi
dat khoang hom 4%, Tang trudmg tin dyng yéu clng véi viée khong cd giao dich trén thi
tnrdmg md trong thing khidn thanh khoin hé thing hang tiép 1y du thira. Vi tinh trang
thira thanh khodn kéo dai, 1 sufit lién ngin hing tiép tyc duy tri & mic thip. Lai sudt lién
nghin hing qua dém cudi thing 8 & mirc 0,17%/ndm gidm 8 diém co bin so vdi cubi thing 7.
Lii sudt litn ngn hing céc k¥ hgn 1 win - | thing cling gidm nhe, hifn & mic 0,25
0,42%/niim.

1. Thj trwémg tai chinh Vigt Nam vi co bl diu tr
Thanh khodn todn thj trudmg nim 2019 tung binh vio khodng 4600 t¢ ddng/phién,
gim 35% so véi cling k¥, véi GTGD khop lénh trung binh dat 3.435 ty dbng/phidn . Dy bio
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ndm 2020, thanh khodn chung todn thj trudmg =2 cd xu hudmg ting trd lpi vin gid b dat
khodng 5.024 tj ddng/phisn (+9,2% yoy) dya trén céc yéu 16 nhu: Qué trinh b phin héa va
béin vin nha nude & duge 1 khoi ddng va ddy nhanh trong nim 2020; Déng vin diu tr nurde
ngoai s chiy qua cic kénh ETF md phéng chi s6, vi viéc cho ra 801 cie sin phim mdi nhy
chirng quyen ciing s lkm ting thanh khodn cho thj trudmg, ...
1. Co hiji #iu tw vio chimg quyén cd bio dim

Biu tr vao chimg quyén cf bio dim (CW), nhi ddu tr cé thé dwge huémg mit sb Igi ich

nhir sau:

Tidc ding dom bdy: Vi chi phi ban diu mua CW chi biing mdt phin nho so véi diu tr
vao i s4n co s&, nhi diu tu i cb the sér hitu CW ma vin c6 the thu dugc I nhudn nhu ki
vong néu diu tr vio i sin co 6. Hon the, CW con cb the ddng don by, nghis 1 chi mat
thay dbi nhd v gia cia tii sin co st ciing cb thé din dén sy thay ddi Iom hon vé gia coa CW
vit vi thé mire thu ahip dat duge & 1én hom, Ngwoe lai, mdt sy syt piim vé gid cia thi sin co
sir cih thet diin dén sy syt giam 1ém hom vé gid cia CW, tuy nhién mirc thiét hai t8i da cia CW
chi gidi han & mie phi mua CW ban ddu. Dy 1h co bdi cho che nha diu tu véi sb viin nhé cé
thé tifp cin duge cb phidu coa cde cong ty 1t trén thi tdmg. Téc ddng dén by chinh 13 difm
hip diin nhit ciia CW,

Liri mhugin khérg han ché, khodn 16 191 da o dink: Diu tw vio CW cé thé mang lai lgi
nbufin khéing han ché trong khi khodn 18 t4i da duwye cf dinh, d6 chinh 13 khodn chi phi dé
mua CW, Vi dy, trong tnrémg hop thi truémg difn bién khong nhur dy dodn, nha ddu tr oo thé
biin lgi CW dé bi dip chi phi ban diuhofic nim gilt dén khi ddo han va chiu khoan 15 thi da 1
cluphlmuahan:ﬁuNgum:]aikhln&nglﬂ'CWmucicmngtycﬁkétquﬁhnhﬁumhtﬁwh
duge ki vong 52 ting truémg trong twong lai, nha diu tu 58 cb co hdi mua cb phidu cia cing
lydn'.svﬁimﬁ:gﬂlh.ﬁpﬂhinlaivﬁithtgjﬂ:anﬂthﬁidﬁnmhjﬁnquyn!nchun.

Giao dich vd thank fodn g€ ding: CW tuy c6 dic difm nhu mdt sin phim phéi sinh
nhung duge gino dich ahi mdt logi cb phifu trén sin giao dich eb phidu. SGDCK cde nunde
b quy dinh bt budc vé thanh vién tao lip thi truemg, cd nghia vy yét gia hai chitu lién tyc,
tao thanh khodn trén thi trrémg, do 36 nhi diu tir c6 the mua, bin CW duge df ding. Nha
diu tr khing cén phai mé tai khodn giao djch khic d¢ mua/bin CW. Ngoai ra, cic quy dinh
vi thévi gian, phiromg thire giao dich, thanh todn. .. déu trong ty nhr b phiéu nén nhi diu w
eds thé tim higu sdn phim vi tham gia giao dich mét ciich d& dang va nhanh ching.

Thém ceor hiii tidp odn of phifu cho nhd ddu tr mte ngodi- Viai CW, nhd diu tu mude
ngodi viin cd thé kiém duge lpi nhufin tir viéc diu tr vio cdng ty cb ki vong ting tnnimg ma
khdng nbdt thiét phii nim gilr b phifu va trér thinh cf ddng cia ebng ty 46, qua 46 nhi diu
tw nude ngodi 52 khéng bi gioi hgn vé 55 lugng cb phifu mue vio nhu khi diu tr vio b phidu
o s
V., THONG TIN VE TO CHUC PHAT HANH CHUNG QUYEN CO BAO PAM
1. Cie théng tin chung vé t& chire phit hanh chimg quyén b bio dim
% Tém tit qua trinh hinh thinh va phét trién MBS:

Puge thinh Ip tir thing 5 ndm 2000 béi Ngin hing TMCP Quin ddi (MB), Cong ty
E&phﬁnﬂhﬁugI:huﬁnM.H{Lﬂuﬂnliﬂdng:yﬂﬁphﬂnﬂhﬂngw'ﬂﬂmmm]&mﬂt
trong 6 cong ty chimg khodin diu tién i Viét Nam. Sau 20 nim khéng ngimg phat trién,
MBS di trér thinh mét trong nhing cng ty chimg khodn hing diu trén thj tnémg chimg
khodn Viét Nam.
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Trong qua trink phat trién, MBS 3 cé nhimg déng gip khdng nhd cho sy phat tritn
cho nginh chimg khodn ndi rifng vi thi trrémg thi chinh néi chung. Trong hai nim lién tiép
2009 vi 2010, MBS 48 vuon lén din dbu thi phiin mbi gidi tui ch hai sé giso djch: S& Gino
dich Chimg khoan HA Ni vA 5 Giso dich Chimg khoin TP. HCM vi lién tuc dimg irong
Top 10 thi phin tgi cd hai S&, Dic biét, nhm 2013 dinh dhu mit bude ngodt roag lich su
phit tridn cla MBS. Bé I vic hop nhdt véi Cong ty CB phiin Chimg khodn VIT thanh
Cong ty hop nhit véi t8n goi I Cong ty Cb phin Chimg khoin MB (MBS). Nghy
09/12/2013, Céing ty sau hgp nhét 44 duge Uy ban Chimg khodn Nhi nudc cip phép hogt
ddng, dénh diu sy thanh cdng ol thuong vy hop nhit cong ty chimg khodn ddu tién trén thi
tririmg, ning cao vi thé cia MBS trén thi truimg chimg khodn trong nude. Tikp tye phit huy
thé manh vi nd lye khong ngimg, nAm 2015, MBS da lot vio Top 5 cong ty chimg khodn
dimg ddu thi phin mbi gidi tai cd hai sir. Thing 3 niim 2016, MBS chinh thic niém yé cd
phifu trén sin HNX. Vi myc tiéu phist tridn bén ving, vuon thm ra thi trubng qudc €. Nam
2018, MBS vinh dy nhin 2 gii thuimg danh gid dinh eho Cong ty Quan 1y dhu nr bt nhdr
Viét Nam vA Dijch vy Ngin hing ddu tr 16t nhit Viét Nam nim 2018 do Tap chi uy tin
World Finance binh chon. Nim 2019, MBS tifp tye giit hii thinh céng véi sin phim Chimg
quyén cb bdo dim v vinh dy ohin Gidi thudmg Cong ty phit hinh chimg quyén 15t nhit
Vit Nam do tap chi quic té uy tin International Finance binh chon,

Wi thé manh Ik cOng ty think vién cla Ngin bing TMCP Quan d8i, duge MB hi trg
mgnh m& vé nhidy mit b nhin sy, tu chinh, cong nghé. .. MBS di hién tyc vuon lén dgt cic
méc phit trién méi ci vé quy md v nghifp vy. Vin didu 1§ cla Cng ty tinh dén thiv didm
hifn tai 14 1.643.310.840.000 ddng, rong d6 cb ddng Im nhit 14 Ngin hing TMCP Quin ddi
(MB), chiém 81,94% vén difu ¢ cia MBS,

Hién nay, MBS tlp trung phit irién céc méng hogt ddng kinh doanh chink:
- Dich vy chimg khodn: dinh cho khich himg cé nhin vi khich hing 5 chire (ICS)

- Dich vy Ngin hing diu tw

- Kinh doanh trii phifu

Mang ludn chi nhinh v& céc phong giao dich cin MBS di duge md ring va hoat ding
¢t hiéu qud tai nhidu thinh phé trong didm, MBS 8 thu hit vi phit trién duge mt 43 ngi
nhiin sy ndng ding trong dé cb hing triim chuyén gia phiin tich v chuyén vién quan h§ khich
hing cé nhin vi ) chire duge dio tgo bii ban, cb tu céch dgo die tht, khang ngimg phin diu
dé cung clip dich vu vé céc gidi phip kinh doanh cho khich hiing véi sy cin trong, chuyén
nghilp vA trich nhidm cao nhit,
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Ciic thinh tich 48 dat duye

Trong qué trinh hogt djng, MBS d cb nhing bude phit trifn ngoan muc véi nhiing
thnh tich tigu biéw nhur:

o m:g&nupﬂnm.ﬁmmmmﬂmﬂﬂm
* Biing khen cita Thil tuéng Chinh plit cho doanh nghiép 45 c6 nhiéu thish

ﬁnmam dymg v phit trién ] trueimg chimg khodn giai doan 2000-
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e Giki thistmg “Cong ty chitng kbokn duge khich hing hai long nhie” nim
2020 i dién din Financial Service Awards (FSA)

o Gilly khen cia Chil tich UBCKNN: Céng ty di cé nhimg déng gop cho sy
phiit trién cila SGDCK Tp.HCM vi TTCK Vigt Nam giai dogn 2015 - '

NIm2020 | So.0
. khen ciia B trudmg B Tai chinh cho: Cb phiin chimg khoin
%Edlmnhﬂuﬂﬂnhﬂuhdd [ﬁpnhuwphﬂtimﬁlﬂﬂmﬂng:hhg
Mvmﬂmgmmmrs 2019
Quid trinh ting vin
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vién diku 12 ban diu cis Coing tv Ch phin Chimg khoén MB theo Gilly phép thinh lip
v hogt déng sb 116/GP-UBCK do Uy ban Chimg khodn Nhi nude cip ngiy 09/12/2013 (sau
khi higp nhdt gitta Céng ty Cb phén Chimg khoan MB va Céng ty Cd phin Chimg khodn VIT)
1h 621,242.800.000 déng. :
K& tir thi didm hop nhit dén nay, Cong ty di wdi qua 02 lin ting vén dilu 1§ or
621.242.800,000 dbng |&n 1.643.310.840.000 ddng, cy thé:
Pt 1:
- Chn cir phip ly:
e Nghi quyét DHDCD bél thuimg niim 2011 sb 03/2011/TLS/DHDCD-NQ ngiry
oe12°2011;
o  Nghi quyét BHDCD bt thutmg nim 2013 56 0272013/MBS/DHDCD-NQ ngiy
26/0972013;
»  Bho céo kit qui chuydn di tréi phidu sd 67/2013/MBS-CV nghy 27/12/2013;
o Giky phép ditu chinh sb S4/GPPC-UBCK nghy 31/12/2013 do Uy ban Chimg
khoan Nhii nudc cdp.
- Vén didu 1¢ tnrée khi phit bnh: 621,242.800.000 ddng
. Vén difu 1& sau khi phit hanh: 1,221.242.800.000 dong
- Ménh gid: 10,000 ddng/cd phin
- Hinh thirc phét hinh: Tréi phifu chuyén 88 thinh cb phifu
- Thivi gian hin ché chuyén nhugng: Khéng
- Déi ugng phit hanh: Ngin hing Thirong mai C6 phin Quan ddi
- Giié chuyén ddi: 10,000 dong/eo phin
- Thng ménh gis tréi phifu phit hink: 600,000.000.000 déng
- Thng ménh gif trii phifu duge chuyén dbi: 600.000.000.000 ddng
- Thng sb lirgng cb phiin duge phin phéi: 60.000.000 ci phin
- Thivi gian hoan thinh: 25/12/2013
byt 2;
- Ciin cir phép Iy
s  Nghj quyét PHDCD thirdmg nién ndm 2019 56 01/201 8 MBS/BHDCB-NQ ngly
26/02/ 019
s Bio cdo két qui chao bin ob phidu ra chng ching sf 101/2020/MBS-CV ngiy
24/03/:2019;
- Vén ditu 1§ trude khi phit hanh: 1.221.242.800.000 ddng
- Vibn didu 1¢ sau khi phit hinh: 1.643.310.840.000 ddng
- Ménh gif: 10,000 dbng/ch phin
- Hinh thirc phat hinh:
s Chéo bin cho ch déng hién hiu: 35.000.000 cb phin
s  Phit hinh of phifa d& wrd cb tirc: 12.221.689 cf phén
- Thag sb luong cb phifu chio ban dy kifn: 47.221.689 cd phin
- 54 ligng cé phifu chio ban thinh cong: 42.206.804 cf phin
- Thini gian bt ddu chio bin: 18/02/2020
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- Thin gian kbt thite chio bin: 24/03/2020
4+  Co cliu th chire cing ty

Hinh 4: Mang liedi cua céng 1y,

#  Co ciu b miy quin Iy cda cdng ty.
Hinh 5: Co cau b mdy qugn 1y eia Céng ty

e iz v
TR IR o LR ]

B3 Pl aifea s sl g

&  Danh sich cb d6ng ndm gl tir % trd 1én vbn of phin ciia cing ty va nhimg nguir
6 lién quan; Danh sich cb déng sing lip va ti 1§ cb phin nim giir.

Bing 1: Danh sich cd dong nim gilr tir trén 5% von cd phin tai thin diém 06/03/2020

T T RO R R T
Tén b atng SOCVND! | blachl | nim git (c3 v'gjfg_l}
Migin hing TMCP Quén 8i

S0 21 Céu Linh,

Nowdi dai didn theo phap 0100283873 | Ding Da, Ha | 134.654.026 | £1,94%
lugt: Ong Lé Hiu Diee - NG

Chai tich HDQT

o



Tén cd déng

L X
AL

%
M

niim giff (co
phin)

Ty le/
VBL (%)

Ngudi dgi dién philn vin:

B2301  Thing
Long 1, §d 1

Ong Lé Vit Hai 001075015636 80792414 | 49,16%

Ong Tram Hai Ha 0112168414 53861610 | 32.78%

Thng oo BRI G| ol s < 134.654.024 | B1,94%

<  Danh sich nhirng cing ty me v cing ty con cia th chire phit hinh, nhimg cing ty
mi th chire phét hanh dang ndm git quyén kiém sodt hodc cb phin chi phii, nhimg
ciing ty nim quyén kidm sodt hojic b phin chi phéi ddi vai 6 chire phit hanh.

= Cinge 1y mg
Ngfn hing Thuong mai C8 phin Quin aji (MB)

Gidy chimg nhin doanh nghifp s& 0100283873 do S& Ké hoach v Blu tr TP Ha
NG cip lin diu ngay 30/09/1994.

Try 86 chinh: 6 21 Cét Linh, Bong Da, Ha Nji

Dién thoai: (84-4) 6266 1088 Fax: (84-4) 6266 1080

Website: www. mbbank.com.vn

MNeanh nghé chinh:

* Kinh doanh nghn hing theo chc quy dinh cla Thing dfc Nghn hing Nhi nudc
Vigt Nam;

. Cungﬁngsﬁnphhnphﬁfsinhlhmquydinhcﬂnphﬁplﬂu

»  Dai Iy bio hiém va cic dich vu lién quan khic theo quy dinh cia phap ludt;

o Kinh doanh trii phifu va céc gidy ti co gia khéc theo quy dinh cia phap luit;

* Mua bin, gia cdng, ché téc ving;

» Hoat djng trung gian tién t§ khic;

i viri cde nghnh nghé kinh doanh c6 didu kidn, Ngin hing chi kinh doanh khi cd
dii didu kign theo quy dinh cia phip ludt.

+ Vén gép ding ky ciia MB tai MBS (tai ngay 24/03/2020): 1.346,540.260.000

dling, twomg tmg 81,94% vin ditu € ding ky cis MBS,

+  Vin gop thye 6 cis MB tai MBS (tai ngiy 24/03/2020): 1.346.540.260.000
dbng, twomg (mg 81,94% vin diéu 18 thyc gop coa MBS.

- Cdng ty con
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Khing cb
- Céng ty ma 18 chite niém yét dang ndm giit quyén kidm sodt hode cd phdn chi phdi
Khing cé
- Cding ty ndm qropdn kidm sodt hode oo phdn chi phii dai vii 18 chire niém pét
Ngin hing Thiromg mai Ch phiin Quiin 45i (MB)
Nigi dung nhne phdn 5.1
%  Thing tin Ban didu hinh td chire phit hinh (eo elu, thing tin thm tht cic thinh
vién).

Bang 2: nmhmhﬂaq'r BGH, Bn:svmmma&c thi ¢hinh

A e NLR s W

ﬂf-i-‘nr |
i if rlbg s ¢ v |
Chi tich HRQT
Phé Chi tich HDQT
Thinh vién HDOQT
Thiinh vién HBQT
Thanh vién HBQT
Ban Kiém sodt
1 Nguyén Kim Chung Truimg BKS
2 | Nguyén Thj DlElel-}'ﬂh Thimh vién BKS
(R J Vi Thj Huong Thinh vién BKS
Ban Tdng Gidm dde
1 Triin Hai Ha Tong Gidm dic
2 Phimg Thj Thanh Hi Phé Thng Gidm dbe
3 Mguyén Thj Viét Oanh ; Phé Thng Gism dbc
A L& Thinh Nam Phé Téng Gidm dic
5 L& Van Tudn Thanh vién Ban diéu hinh
Ké toin trdng
1 Nguyén Viin Hoc KE todn trimg
S yéu 1§ ljch Ban Toog Giim déc chng ty
Vitri Hp tén © Tom tht 1§ lich
o Trinh d hoe viin: Thac 5§
Thinh vifn Hi: » Chirc vy dang nim gilt 1i che th chire kidie:
ﬁﬁ Mﬁ:: Trdn Hai Hi - Thanh vién HBQT - Cting ty cb philn Tin Cing
Gidm ddc Higp Phurde.
» Quii trinh cdng tée:

i)



- 07/2002 - 9/2003: Can bd tin dung - Ngin hing VP
Bank

- 092003 - 11/2009; Phé Gidm doc Phong Giao
dich. Trwémg phing QHKH - Ngén hang Béu nr va
Phit tridn Vit Nam

- 11/2009 - 0472011 Phd GP Khéi KHL va BCTC
H&i sir - Nghn hing TMCP Quin Bji

- 04/2011- 05/2013: Giam ¢6e Chi nhanh Hii Phéng
- Ngin hitng TMCP Quiin B

- 06/2013 — nay: Téng Gidm dbc - Cong ty CP
Chirng khoin MB

- (4/2014 — nay: Thiinh vién Hoi dng quan trj -
Céng ty CP Chimg khodn MB

» Trinh d¢ hoe vin: Thae 59 Quén 1% chifn e va
Logistics th chirc
» (i trinh cdng tic:
- 01/2005 - 12/2005: Chuyén vién i chinh - Tip
doan Monoprix & Daily Monop (Phip)
- 03/2006 - 05/2007: Cin b tin dung - Ngén hing
TMCP Quiin 83
- 05/2007 - 01/2009: Chuyén vién thim djnh - Ngin
héang TMCP Quéin 4

Pht Thag Giam Phitng Thj _
dhe Thanh Hi - 0142009 - 03/2010: Truémg BY phéin 141 thim dinh
SME - Nghn hing TMCP Quén ddi
- 03/2010 - 01/2011: Truémg B phén ti thim djnh
KHCN - Ngiin hing TMCP Quin dbi
- 01/2011 -02/2012: Phé phdng tii thim dinh Hji s
- Nign hing TMCP Quiin ddi
- 022012 - 06/2013: Trudmg phéng Quin trj ni ro -
Céng ty CP Chimg khodn MB
- 07/2013- nay: Phé Tong Gidm ddc - Céng ty CP
Chimg khoin MB
« Trinh &8 hoc van: Thac 5§
-Quiuhhﬂﬂﬂumn:
- (22004 - 06/2006: Nhin vién - Ngin hing TMCP
Quéc té Viét Nam
MT:ﬂjﬁﬂiim Hw{&,ﬁ VIt . 062006 — 05/2009: Nhin vién - Ngin hing TMCP

Quéin dji
- 2007 = 2015: Trudmg ban ki¢m soat/ Thanh vién
ban kiém sodt - Thi chinh Sdng DA
- 2013 - 2015: Trirdmg ban kifm sodt/Thinh vién

Hoi ddng quin tr - Céng ty CP Quén Iy Qu§ du
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MB

(/2009 — 02/2012; Phé) phing Phin tich v tu vin
diiu tr - Ngin hing TMCP Quiin disi

02/2012 - 7/2014: Trudmg phéng Diu tr - Ngln
hing TMCP Quén ddi

7/2014-12/2016: Trrémg phong Diu ur chién huye -
Nghn hing TMCP Quin 43i

01/2017 - nay: Phé Téng Gidm déc - CTCP Chimg
khodn MB

Phé Thng Gidm
dbe

Lé Thiinh Nam

+ Trinh d% hoc viin: Cir nhin Quén trj Doanh nghiép
o Chire vy dang niim gilt @i cée 16 chire khic:

Thinh vién HBQT - Céng ty cb phin Thube Thi y
Cai Ly

- Thinh vién HDQT i lp - Cong ty b phin Tu

Hn-ﬁmngmﬁ-ﬂichw Bija ¢ Hosng Quin

- Phé Chi tich HPQT - Clng ty ¢ Phiin Tu vin vi

Dich vy Thusong mai Gifly Viét

® (ud trinh cong the:

09/2001 - 12/2007: Chuyén vién QLDA - Céng ty
Cd Phin Tp Podn Tin Mal

- 2007 - 2011: Phé Thng Gidm Bbc - Cong ty CO

Phiin T viin Djch vu vi Thurong mai Gidy Viét

- 2011 -2013: Gism Péc didu hinh - Cong ty C5

Phin Tu viin Dich vu v Thuong mai Gifly Vigt

- 2011 - nay: Thinh vién HDQT dic lip - Cong ty

Cd Phlkn Tir véin - Thuomg mai - Dich vy Bia bc
Hodng Quin

2013 - nay: Phé Chil tich HBQT - Céing ty C6
Phiin Tu vin Djch vy v Thuong mai Gilly Vigt
05/2013 - 02/2015: Thinh vién HBQT - Cing ty
CH Phin DIC S6 4

(4/2014 — nay: Thinh vién HBQT - Cong ty C&
Phiin thude thi ¥ Cai Liy

04/2013 - 04/2015; Gifim dc Vin phong Khu vye
Phia Nam - Cing ty CP Chimg khoan MB
(4/2015 — nay: Phé Téng Gidm dbc - Céng ty CP
Chimg khodn MB

% Thing tin vé nhin sy quin 1y rii ro lién quan 54 hogt djng phat hianh chimg

quyén:

|
| Hg vi tén

Vi tri clng tic

* Logi CCHN Kinh | 80 niim kinh
~doanh Chimg khodn | nghifm
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Nguyén Pinh Duong | Chuyén vién P. QTRR CFA Charterholder 6 ndm

8

Cic thong tin vé két qui hoat ddng ciia th chire phdt hinh

2.1. Ting hyp tinh hinh hoat djng cia céng ty chimg khodn:

Céng ty C4 phiin Chimg khoin MB (MBS) tip trung phit trién 3 mang hopt dng kinh

doanh chinh 14 Djch vy chimg khodn , Djch vip ngin hing dau tr, Ngudn vin va kinh doanh
» Djch vy chimg khoin: MBS cung cip dich vy tu viin mua, bin céc logi chimg khodn

dii niém yét va chua niém yét cho khach hing cd nhin va khach hang 16 chic. MBS
ludn chii trong viéc thu hit nhin thi, 44w tr vio cong nghé hign dgi va cung cip che
khiich hing nhimg sdn phim phin tich va tr viin ddu tu vii chit lugng th nhit trén thi
tritmg, Cée dich vy chimg khodn cung cip cho KH bao gbm:

- Tur viin d4u nr

- Uy thite quitn 1§ thd khoin

- Céc dich vy dign ti
Dich vy Ngin hing diu tw: Nhi¢m vy cia MBS li két ndi nhong co hoi sir dung
ciing nhu huy déng vin higu qua {Connecting Capital Opportunities), nhim myc dich
tgo ra gid trj cho khach hing thing qua nhimg gidi phip tr vin duge tich hgp va
chuyén biét ddi véi timg khich hing.

- Tir viin thi chinh doanh nghiép

- Tur viin thodi vén, phit hinh, niém yét cb phiéu

- ECM - c phin héa, IPO

- Tir viin M&A

- Tur viin phit hanh trai phidy

» Ngubn vbn va kinh doanh trdi phifu:

% Ngubn vin:
- Ciin ddi va difu tiét cic hogt ddng ngudn
- Cung cip sin phim hop the kinh doanh
- Phat hanh trii phicu doanh nghiép
- Céc hout ddng kinh doanh ngufn
< Kinh doanh trii phifu.
- Phitn phii sin phim Trii phidu doanh nghiép
- M&i gidi trdd philu
- Cung cap dich v Pai difn nhiing ngudi S hitu Tréd phidu

2.2, Tinb hinh tranh chilp/kifn tung: khong cé
2.3,  Bdo cqo kit qui hopt ddng kinh doanh trong 2 ndm gin nbit vi 16y ké dén quy
phin uhit:

Nim2018 | Nim2019 | % ting Lgfnfj“

Chi tiéu
(Trifu YNB) | (Trigu YNB) | gidm (Trigu VND)
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Ting g tr ti sin 3,774,820 4750256 | 25,84% | 4.871..626
Doanh thu tir céc hogt
d6ng kinh doanl 1,045 833 948.463 9,31% | 509.959
Lt nhudin tir che hogt
A4ng kinh doanl 194,668 280.275 43,98% | 133728
Lgi nhudn khic 8.064 8,303 2,97% 902
Lgi nhudn trede thué | 202.732 88578 | 42,34% | 134630
Lot nhudn sau thud 177.352 229802 | 295™% | 107277

=

14. Céc chimg quyén ma cong ty di phit hanh:

{Neudn: BCTC MBS)

- S pog | CEPME | g Ry ien. | Tt
n an
STT | Tén chirng quydn | [/ m (@hog/Chir ﬂ’:; (Thing) | do kgn
el i ng quﬂn]

1 CHPG1901 HPMG Mua 1.200 2019 3 1082019
2 CPNI1601 PN Mua 1.700 2019 3 100972019
3 CFPT1904 FFT Mua 1.700 2019 3 19/12/2019
4 CREE1901 REE Mua 1.260) 2019 3 19/12/2019
5 CMWG1906 MWG Mua 2.850 2019 3 16/12/2018%
& CTCB1901 TCB Mua 1.680 2019 3 170172020
7 CPNJ1902 PNJ Mua 2.220 2019 3 2210172020
& CHPG 1908 HPG Mua 1.450 2019 3 2201/2020
) CGMD1%01 GMD | Mua 1.680 2019 6 28/04/2020
10 CVNMI905 VM Mua 2.500 2019 (] 2R 2020
11 CFPT1508 FPT Mua 3.150 2019 (1] 17/06/2020
12 CMSN1903 MSN | Mua 1.350 2019 3 17/03/2020
13 CREE1905 REE Mua ~2.150 2019 f 17706/ 2020
14 CVHM1903 VHM | Mua 2.000 2019 3 17/03/2020
15 CVRE1904 VRE | Mua 1.550 2019 3 17/03/2020
16 CPNIZ001 PNJ Mua 2.200 2020 35 240472020
17 CMWG2002 MWG | Mua 1.950 2020 & 100772020
18 CHDB2002 HDB Mua 1.950 2020 k) 10/04/2020
19 CMWG2003 MWG | Mua 1.530 2020 3,5 | 24/04/2020
20 CHPG2003 HPG Mua 1.570 2020 15 04/05/2020
21 CMSN2004 MSN | Mua 1.980 2020 | 40 | 041092020
72 CPNI2004 PNJ Muia 1.000 2020 15 18/08/2020
3 CTCB2004 TCB Mun 1.050 2020 X35 1 8/082020
24 CVNM2003 VNM | Mua 1.450 2020 4,0 | 04092020
25 CVPB20035 VPB Mua 1.510 2020 35 18/08/2020

26 CHDB2006 HDB | Mua 2.180 2020 3,5 8/10/2020
27 CMWG2008 MWG | Mua 1.600 2020 4,0 | 23710/2020
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28 CREF2004 REE | Muns 1.570 2020 40 | 231072020
29 CFPT2007 FPT | Mua 1.690 2020 4.0 23/10/2020
dgﬂ CHPG2011 HPG Mua 2350 2020 5 200102020
11 CPNI2007 PN Mua 1670 2020 3.5 | 20011/2020
13 CSTBIO08 STB Mua 1.500 2020 3.5 20/11/2020
13 CVNM2009 VINM Mua 1.810 2020 4.0 T22020
14 CVPB2002 VPB | Mua 1.630 2020 15 | 2011172020
15 CMSN2008 MSN | Mua 1.530 2020 40 | 722020
6 CTCB2008 TCB | Mua 1.720 2020 35 | 181272020
17 CSTB2009 STH Mua 1.650 2020 3,5 187122020
18 CMWG2011 MWG | Mua 1980 2020 3,5 | 8/12/2020
35 CHPG2019 HPG | Mua 1.630 2020 1,5 | 181272020
40 CFPT200% FPT Mua 2480 2020 35 18/12/2020
3. Tinh hinh tii chinh:
Chi tiéa Nim 2018 | Nim2019 | % ting | Liy ké dén
(Triéu VND) | (Trifu VND) | giim Q212020
- Thanh todn cdc khedn ng dén han: |-
fec thanh todn ding han va ddy di Cé Cé Cé
cdc khodn ng khing?)
- Céic khoan phii ndp theo ludt djnh:
(e thire hign theo ludt dinh?) Co Co Ca
- Tfrnj du ng vay: (ghi ré ng qud
han. tang die ng bao lanh (méu o).
qué han ngdn han. trung han vé dai | 1273582 | 1456486 | 1436% | 1.983.012
han, nguyén nhdn ddn &n ng qud
hg, khd ndng thu ki) '
- Tinh hinh ng hidn nay: (tdng
20 e ma:&ﬁ;ﬁ ngr phai tré)
Ceing g phi thu 2,590,579 2.979.802 15,02% 2.897.564
Cringe mer phati tr 2.314.348 3.080,420 33,10% 2.972.674
(Nguon: BCTC MBS)
4, Cae chi tiéu tai chinh cha yéu:
Ciic chi tidn Nim 2018 Niim 2019 Ghi chih
1. Chi tifu vé an toan tii chink
- Giidh trf vin khi dyng (Pon vi: tridu déng): 1.536.871 1.646.524
rii ro hoat ddng. nii ro ng thém) (Bon vi:




Cie chi tiéu Nim 2018 Nim 2019 Ghi ehi

trifu dong):
= T4 1¢ vin kh dyng: 367,56% 331,54%
2. Chi tiéu vé kha ning thanh toén
" MT?L;?:::: . 248,63% 184,40%
- H& sb thanh todn nhanh:
TSLD= Hang thn kho 248,63% 184,40%

Ner ngn han
3. Chi tidu vé co cdu vin
- Hi& s4 NorThng thi sin 61,31% 64,85%,
- Hg st Nog'Vidn chil 50 hitu 158,47% 184,47%
4. Chi tiéu vé khd niing sinh lbi
- HE s Loi nhufin sau thuf/Doanh thu thudn 16,96% 24,35%
- HE sb Loi nhuén sau thué/Vin chi sé hie | . 12,14% 13,76%
- Hé 58 Loi nhufn sau thuéTong 13i sin 4,70% 4,84% B
;ﬂwﬂ;’j“m‘f “‘fﬁ" Weg bk 18,61% 29,55%
- Thu nhép trén cb phiin (EPS) 1497 1.882

(Ngudn: Bda cdo tj I an todn tdi chinh va BCTC MBS)

VI. CAC THONG TIN VE CHUNG QUYEN CO BAD DAM

1. Thing tin chung vt chirng qurh

- Tén chimg quyén;

- Tén (mi} chimg khodn co s

- Té chire phat hinh chimg khodn o ad:

- Logi chimg quyén:
- Phuong thire thye hign chimg quybn:

Chimg quyén CVPBOIMBS20CE

VIPB

Ngin hing TMCP Vigt Nam Thinh

Vugmg
Mua
Chiu Au

Thanh todn tién
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- Thin han:
- Ngay phat hanh:

- Ngity gino dich cudi ciing;
- Ngiy dao han:
- T¥ 18 chuyén adi:

= CGid thyre hién:

- Thi zin d4m bao thanh todn;

- (i chao ban:

- Tiing 0 luomg chio bin:

- Ting gid trj chio bin:

= Pluromg phap tinh g chio ban:
Cing thire Bluck Scholes:

Gid I thuyét cila chimg quyén mua:

3,5 thing

MNgay phat hanh chinh xéc s& duge cing
b tai Ban Théng bao phit hanh tai ngay
phit hinh chimg qu}'én

Trurdc ngiy dio han 02 ngay giao dich
3.5 thing k& tir nghy phit hinh

2:1 (2 chimg quyén quy 38 quytn mua 1
ch phitu co si)

15,000 — 35.000 VND/cd phifu (Gid thye
hién chinh xéc s# dupe cng bd i Bin
Théng bao phit kinh i ngay phit hanh
chimg quyén).

Tién ki quf tai ngin bang hm ki vh thi
san phing ngia rii ro trén tai khodn ty
doanh

1.000 - 4,000 VND/chimg quyén (Gia

chao ban chinh xdic s& duge cing bh g
Ban Thing bio phit himh).

2.000.000 chimg quyén
2.000.000.000 - §.000.000.000 VND

Theo ciing thire Black Scholes

¢ NS — N(d)xe~rT

Vi

d, =

Trong do:

C: Gia Iy thuyét cia chimg quyén mua;

k

n()+(n+5)r

oNT
dy =d, — VT

N(dy), N33} Xie subt phin phéi chudn tich Iy,

X: Gid thyre hifn cia chimg quyén;
S: Gid chimg khodn co s& hién tai;

T: Théi gian eon lpi dén khi dio hen (Tinh theo nim): 1h 88 ngdy ké tir ngdy tinh todn

dén nghy ddo han chimg quyén;

Te'LAi sult phi rdi ro (trung binh 18 suft tidn gii 4 nhin ki han | ndm cia

Vietcombank, Vietinbank, BIDV),

7 DA bién déng gid ki vong cia chimg khodn co s& (dy kién cao hon bién djng thye té
12 thing gln nhiit cia chimg khoang co sé tir 30% - 200%)

k: T4 18 chuyén ddi cia chimg quyéa
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2. Thing tin vé chimg khodn co sit

Tén Cing ty: Ngiin hing TMCP Vigt Nam
Thinh Vinymg
Linh vire hogt dfng: Ngin hing
Thiri diém niém yét Kin diiu 171082017
Chi st P/E hifn tpi: 6,95
Dao dfng binh quin gid of phiéa 12 thing nin 41,43
nhét (%) (gini dogn tinh tir thing 09/2019 dén
thing 08/2020)
| Thingké | Gidtrjvén ";f’ ’m“ Gif d6g | GHh €0 nbft | Gid thdp
phién cubi héa (Trigu 2 b | cira l.""]"g] trong thing = mhit trong
thing VND) "“{m," ; (VNB) | thing (VND)
Thing 09 2019 | 54.171.301 | 41.931.030 | 22050 22450 | 19.500
Thing 102019 | 51.745090 | 97.349.620 | 21.500 22,800 21.500
Thing 11 2019 | 48.495980 | 35779970 | 20.150 22,400 19,900
| Thing 12 2019 | 48.754.967 | 31.117.030 | 20.000 20.150 18,700
Théng 01 2020 | 54.727.451 | 45.043.800 | 22.450 23,800 19.900
Thing 02 2020 | 66.306.756 | 98.737.690 |  27.200 29,300 21.250
Thing 03 2020 | 41.31983% | 84.815.140 16.950 28450 | 16930
Thing 04 2020 | 49.973.842 | 94.061.770 | 20.500 22600 | 16000
Thing 05 2020 | $6.921.424 |123.108.030| 23.350 26000 | 19.500
Thing 06 2020 | 49.851.954 | 96277570 | 20.450 25.000 20250
Thing 07 2020 | 49.242.517 | 68.472.140 20.200 23300 | 1%.400
Théng 08 2020 | 56921424 | 78.254010 | 23350 23,950 20,100
(Nguon: Bloomberg)
Két qui hoat ddng kinh doanh: (don vi: triéu VND)
Chi tiéu Nim 2018 Nim 2019 Y tiing gidm
Tlng gid tri thi sn 323,291.119 377.204.126 16,68%
Vin chii st hita 14,750,069 42.209.742 21,47%
Thu nhdp 1 thuln 24.701.575 30.670.461 24,16%
Thué vi cée khodn phii ndp 789.505 623.482 -21,04%
Lii nhufin trude thud 9.198.508 10.324.161 12,24%
Lgi nhufn sau thué 7.335.568 8.260.263 12,30%

(Ngudn, BCTC VPB)

Céic chi 58 thi chinh ela td chirc phit hinh chimg kholn co s

Ciie chi tiéu

Niim 1018

Niim 2019

Ghi chi

Chi tifu vé co ciu von
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- HE 50 No/Tong tai sin 0,89 0,89

- Hé s Ng'VCSH 8,35 7,94
2. Chi tiéu v& kish nang sinh 1o )

- Hé 56 Lot nhufin sau thué/Téng thu 25.74% 22.72%
nhfip hogt déng

- Hé b Loi nhufin sau thuéVCSH 21,69% 19,57%
- Hé sb Lon nhugn sau thud/Tdng thi 2,32% 2,19%
&in

- Thu nhiip trén ¢b phiin (EPS) 2.820 1.376

(Ngudn: BCIC VPB)

(*) MBS cam kbt khéng phdi 16 ngudi cd lién quean v i chire phdt hdnh chimg khodn co s

3.

MBS diing ky chiio bin va phin phii chimg quyén:

Cic mbe thai gian MBS dy kién quy dinh cho dgt phit hiah:
- Giai doan chudin bj vi hodn thinh nép hé so ding ki chio bin cho UBCK: MBS thye

hifn ndp b so theo ké hoach cda UBCKNN
Sau khi UBCK cdp Gilly chimg nhin (GCN) chio bin, cdc thong tin chi tiét vé dt
chio bin 52 dirge quy dinh tai Thing bio phét hinh chimg quyén duge cing bd trén
webgite clia MBS. Tinh tir thivi didm nhiin duge GCN, MBS thirc hién cic ndi dung
LEitl
* Trong 24h lam vige:

v Thire hién CBTT khi nhin dwge Gidy chimg nhiin chao ban.
o  Trong 03 nghy lim vige:

¥ Thyec hién cing b Bin céo bach d3 dupc chip thufin & Bin thing bio phit

hinh trén trang thing tin dién tir coa SGDCK va ela MBS,

¥ Thue hién ki quf dim bio thanh todn cho NHLK (BIDV) cu thé:

o sS4 tifn ki quy (Hodic chimg chi tién gir): Thue hién ki qu§ i NHLK
trong sult thii gian ¢ hidu lue cia chimg quyén va dim bio duy tr thi
thidu 50% gi tr chimg quyn 3 phat hinh, cam két khing ding dé cim
b, thé chip, 1am thi sin dim bdo cho cic nghfa vy khdic. ..

<  Thyc hién k¢ Hop dong bdo dim thanh todn tai NHLK vi g cho
UBCK 01 bn gie trong vong 24h ké tir khi ki két Hop déng dim bio v
NHLK.

Sau khi 43 hodn tht vife ky quy tgi NHLK vi dim bao vige cong bb dly di Bin cio
bch di dirge UBCKNN chidp thuin dé NPT duge khai thic diy di théng tin, t& chire
phiit hinh s& thyc hién thong béo chio bin chimg quyén trén website, Cac thil we vé
céng bé thing tin, thye hién ndp k¥ quf MBS cam két tuln thi ding theo thing tu
107 2016TT-BTC.

NBT ddng ky mua chimg quyén & MBS ding k lwu ki vi dfing ky Niém yét:

. NDT @ing ki mua chimg quyén

Chinh séch ding ky mun chirng quyén IPO
s Ty 1¢ ndp tién déing k¥ mua chimg quyen: 100% gid tr ding k¥ mua
s Khdi luong dang ki mua toi thifu: 10 CW/lin ding k¥
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o Khdi lugmg ding ki mua tdi da; Quy dinh cy thé rong Théng bao chio bin Chimg
quyén
o  Bude khdi lugng: 10 CW
- Hinh thirc phin phdi: Phin phéi theo hinh thic FIFO, cic KH 6 nhu ciu mua thyrc
hién dAng k¥, hé thing MBS s& kifm tra hgn mie 88 lugng CW phit hanh cdn lgi, v
dirng tiép nhiin ding ky mun khi s& lugng phit hinh hét
- Hinh thire KH cé thé ding kj mua; Mus online trén hé thing Stock 24 hojic i win
b mgng ludi CN/PGD cia MBS,
HA so KH cin ¢ dé thire hién ding k¢ moa 381 voi hink thite ding ky mun tai quly
(KH ding ky mua trén hé thing tryc tuyén s& ky theo hinh thirc Hop ddng di¢n ti);
e Gifly cung cdp thing tin dit mua Chimg quyén (theo miu MBS cung cip 1ai
qui}'fu'énwehsihe].
« Hop ddng mua bin chimg quyén ¢b bio dim (theo min MBS cung cip 1i
 quly/trén website).
s  CMTNDICCCD/CMQN/CMSQ cén higu lye theo quy dink cia phip lujt
s Cung clp sb TK dang ki luu ki vi céc thing tin khac 42 MBS lam thi e ding k¥
liru ki VSD @ gino dich chimg quyn sau khi duge niém yét trén thi tnuimg.
- saummcnmgmgkfmwcm;,msumwmenumngmmqun&
lugng chimg quyén NDT mua thinh cing qua SMS/Email/dién thogi cb ghi dm...
- Tii khodn quan 1j tin mua chimg quyén cia NDT, NDT co thé ndp tién trye tiép vio
tai kKhodn dudi day:
* 56 Thi khodn: 122.10.00, 178752.6
» Tén chit TK: Cong ty cf phitn chimg khoin MB,
. Ml!lw.':I*TI"l:Hgﬁnhhng?humgmmnﬁphﬁnfﬂumﬂﬁﬁtuﬂn?:étﬂmfhi
nhfinh Hi Thinh.
o Ni dung: (Vi dy) Nguyén Vin A, CMTND 012019853, ndp tién mua 5.000CW,
Mi XXXX, Bgt XX

4.2. MBS thye hién ddng k¢ hru k§ vi Gfing ki niém yét

- Trong vong 03 nghy lim viéc sau khi ho#n thinh phin phbi, MBS thire hién bio céo
UBCKNN vé két qud dgt phin phoi.

- Dbng thivi, MBS cam két lip cae hd so dé dang ky hru ky chimg quyén i Trung thm
hwu ki chimg khodn vii ho so ding ky niém yét chimg quydn tgi SGD chimg khoin
theo ding thai gian quy dinh d& NDT cé thé kip théi giso dich trén san nidm yét.

5. Thire hién chimg quyén '
a Trucmg hrp thanh adn bing tidn kit dio han chimg quyén;

- Téi thidu 15 nghy lam vife mude ngiy dao bgn cia chimg quyén, MBS gih bd so dén
SGDCK dé hity nigm véi todn b ching quyén v thye hién thanh todn cho ngudi s
hite chitg quyén.

- Chim nhit 07 ngay lam viée trude nghy ding ky cudi clhng, MBS giri hd so thdng bio
thye hién chimg quyén diy di, hop 1§ dén VSD.

- Trong vong 01 ngay lam viée k& tir nghy VSD nhin duge hd so hop 1§ tr MBS, VSD
giri Thong bao vé vide chit danh skch o€ thye hi¢n chimg quyén cho cde thinh vién.
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MBS ¢ trhch nhigm thue hién dbi chidu danh sdch v&i VSD vé sb Lidu lign qu.mdén
phin bé cdc quydn va lgi ich cia nhi diu t,
MBS dim bio chiim nhiii 02 nghy lim viéc trude ngay thanh todn, MBS chuyén dii s8
tién cln thanh todn vio thi khodn do VSD chi dinh d& kip thii thanh toén cho nha diu
tur vio ngiy thanh todn,
56 tién thanh todn cho mét don vi chimg quyén mua 14 56 tién thanh todn khi gis thanh
todn |¢én hom gid thire hién, duge tinh theo cong thire [(Gid thanh todn — Gid thue
hign)/Ty 1& chuyén dbi]. 55 tién thanh todn rong i 50 tién thanh todn gidm trir cic chi
phi thyuc hién quyén (thué thu nhip va cic chi phi khic néu cb).
Trwimg hop nha diu tr khong dit lnh thie hign chimg quyén, chimg quyén c6 1 (in-
the-money) duge ur ddng thye hién theo phwomg thire thanh todn biing tién vio ngay
dio han.
Céc bign phip xit  trong tricdng hap td chire phdt hénk mat khd ndng thank fodn
Cic nghfa vy véi nha diu tr ndm gilt chimg quyén s duge thanh todn qua céc kénh
nhu sau:

« Diing sb tin ky qui cia cfing ty phit hanh i Ngin hing lw ky.

* Dimg tii sin (chimg khodn co sévtidn) phdng ngia rii ro di duge phong tda i

Trung thm hm ky chimg khodn Vigt Nam (VSD).

Truémg hop khing di thi sin dé thanh 1wén thye hién chimg quyén, viéc gidi quyit
quyén lgi cho ngwiri sér hitu chimg quyén thye hign theo quy dinh phap ludt lién quan
dp dung ddi vii chil ng b bdo dim mét philn
Trong trnémg hop 16 chile phit hinh pha sin, mat bodn todn khi ning thanh todn, nghia
it wii nhd ddu tu ndm gilt chimg quyén s& duge thanh toén qua quy trinh thanh 1 ti
sin theo quy dinh cia phap ludt (Khodn 3 — Didu 15 - Thong tr 1072016 TT-BTC).

. Quyén cia ngwid sé hitu chitng quyvén

Quyén cia ngurdi sér hitu chimg quyén bao ghm:

Quyén dirge thanh todn bing tién hode chuyén gino chimg khoan co s& theo ditu kidn
vit phiromg thire do MBS quy dinh trong Ban céo bach cia timg dot phit hinh vil theo
quy dinh cda phip lufit ob lién quan;
Quyén dirpo thanh todn bing tién khi chimg quyén bj hity niém vét theo quy dinh cia
phiip lufit. Trong tnrimg hgp chimg quyén bj hily niém yét do 15 chire phdt hinh dinh
chi, tam ngimg hogt déng; hop nhit, sap nhip, gidi thé, pha sin hojic bj thu hdi Gidy
phép thinh Iip v hogt ddng; khi bj phit hign hi so ding ki chio ban chimg quyén cé
nhitng thiing tin sai léch, bd s6t ndi dung quan trong cé thé anh hudng 16i quyét dink
diu tir vi giy thigt hai cho nh diu t; do chimg khodn co s& bi hiy niém vét; hodc
khing thé xac dinh duge chi s6 chimg khodn vi cdc nguyén nhin bit kha khing da
duge quy dinh rd tai b nguyén tic vé xac dinh chi s6; hodie do S& Giao dich Chimg
khodn xét thiy cin thiét d& bio v@ quyén lgi cia nha dlu tw, gid thanh toan chimg
quyén-c]:lnu,guﬂr.iE-ﬁ']:lﬂ‘uEh&ngqu}@nl!Iigiiﬂuwﬂhlhgiﬂ&m:ﬂngﬂlﬂcﬂlmk
Scholes. Trong cong thite dinh gid chimg quyén, céc tham sd duge xde dinh nhu sau:
. Giichﬁ‘ngkhninmnﬂfﬁ}n!ﬂﬂwﬂnhiiblnhmsngiiﬂﬁngmhdiéu:h.i;;h
chimg khodn cor s& trong niim (05 iao djch lién tnrde nghy hiy nidm yét
chimg quyin, khing hmggém n;gah: ];f:ju:ngﬁuﬂt chimg quyén.
o L& sult phi rid ro dwge tinh §a trung binh 181 suft tién pir cd nhin k9 han | nim
elia Vietcombank, Vietinbank, BIDV tai thiri difm hiy niém yét chimg quyén.
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*»  D{ biln ddng gik cia chimg khodn co s& (a) duge tinh 13 d§ bién ding gid trong
qtm;h-k | nim gin nhit cia chimg khodn co s tinh tir ngay hiy niém yét chimg
quy

o Thin gian con lgi 16 nghy dio han 14 thii gian con lgi ké tir nghy hiy nidm yét
chimg quyén #én nghy dio han chimg quyén,

Quydn duge chuydn nhugng, ting cho, thira ké, cém cf, vay mugn trong chc quan hé

dén sy theo quy dinh cia phip luft hi¢a hiah,

Quyén duge wu tién thanh todn trong trudmg hop MBS b giai thé holic phd sin theo

quy dinh coa phip lufit Trong mrimg hop khing di thi sdn dé thanh todn tre hign

chimg quyén, vige gidi quyét quyén lpi cho ngudi s& hitu chimg quyén thyre hign theo
quy dinh phap lufi lién quan dp dyng di vi chil ng cé dam bao mid phin;

- Céc quyen khic theo quy dinh cha phip luit

Dicu chinh chirng quytn

- MBS s& dicu chinh chimg quyén trong céc truimg hop sau: Gid chimg khodn co 50 bj

didu chinh do td chirc phiit hinh chimg khodn co sér chin o tire bing tidn mt, phat
hianh ¢é phifu dé trd cd tc, phit hinh cb phiéu 38 ting vOu cd phin r ngudn von chi
siv hiru, phit hinh cb phidy méi,
Ciich thire didu chinh gid thye hidn vi ty 18 chuyén dbi chimg quyén khi chimg khodn
cor g0 cb sy kién doanh nghiép nhu sau:
s Thin diém thye hién didu chinh: Ngiy giso dich khang hwémg quyén cla i =in
oo sl
o Ty 18 chuyén ddi mdi duge Jam tron i 4 chik s thip phén, gid thire hién mii
duge lim tron dén hing chye,
«  Gid thye hifn mai vA Ty 18 chuyén 8i mai theo cde sy kidn doanh aghiép nhur
sauc
+ Doanh nghigp trd b tie bing tidn;
+ Doanh nghiép tri cd tie bing cd phidy, thudng cb phiéu,
+Quyén mua cb phidu phit hinh thém (trong trutmg hop gid phit hinh thip hon
thj gi4 chimg kho#n co s&);
o Giid thye hifn méi = Gia thye hién cii x (Gig tham chiéu didu chinh cia ti sn co
sty Gih dong cim cia thi sin oo s& lidn tnrde ngly giao djch khéng hudmg quyén).
o Ty 1§ chuyén d0i mdi = T9 I chuyén ddi ¢ = (Gid tham chifu difu chinh cita thi
mmfﬂildﬂquh:mmmwmﬁhwmn,gtygimdinhhhﬂngmr&ng
Vigc diéu chinh khic s& ciin cir theo quyét dinh diéu chinh cia S& Giso dich Chimg
khodn, td chire phit hanh 8 thye hifn ditu chinh.

Cic khodn thu!,lh:h[. gid djch vu tir vige giao djch hodc thye hign chirmg quyén.
. Cie khodn phi, 1§ phi giao djeh: Chimg quyén c6 bio dim duge niém yét va giso dich
nhir chimg khodn co s&. Nhi diu tr khi giao dich chimg quydn o6 bio dim phii tré cdc
khodn phi giao dich theo bidu phi gian dich cia MBS quy dinh timg thivi ki
Thué TNCN phii chju khi giao dich chimg quyén:Theo théng béo 50 1468/BTC-CST
Trwdmg hop trwde nedy ddo han, nha ddu tw chuyén nhiegng chimg quyén
Do chifmg quyn e6 bio dim duge giso dich twomg nr nhu chimg khodn co st nén khi

|:I1u5-1|.:n nhirgng chimg qu:.n!n ¢d bdo ddm thi tha nhip chuyén nhirgme chimg :gu,t!:n s ip
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dyng thué véi chuyén nhugng chimg khodn, duge xic dinh bing gid tr chuyén nhwgng chimg
quyén cé bio dim timg Jin nhan voi thud suit 0,1%. Trong d6:

Gid trj chuyén nhuong chimg quyén co bao dam timg 1in 14 gia khép lénh chimg quyén
trén S giao dich chimg khon nhin s8 higmg chimg quyén.

Vi dy: Nhi diu tu mua 100 chimg quyén mun cé tdi sin co s& 14 cd phiéu cia Cong ty
Cé phiin ABC (ABC) véii gid 1.600 VNB/chimg quyn, t 18 chuyén dbi I 2:1, gid thuc hign
Th 28.900 VNB.

- Wéu nha diu tir ban chig quyén mua ti mire gid 2.000 VND/chimg quyén thi s thué
phéi ndp 1a 2.000 x 100 x 0,1% = 200 VND.

b Tricdng hop triede ngdy ddo han, chimg quyén bi iy niém yét

Thu nhép tir chuyén nhueng chimg quyén duge xéc dinh bing gib trj chuyén nhirgng
chimg quyén c6 bio ddm timg JAn nhin vii thué sudt 0,1%

Theo quy dinh tai difm a, b, ¢ khodn 1 Ditu 9 Thong tr 8 1072016/ TT-BTC nghy
29/06/2016 cia BY Thi chinh hudng din chio bin vi giso dich chimg quﬁn:d'hindhmﬂﬁ
gif chuyén nhugng chimg quyen cb bio dam La:

- Gih mua lpi theo mire gid thj treémg cia t6 chirc phit hanh thing qua hoat déng tao lip
thi truémg nhiin véi 56 chimg quydn (tnrée ngdy hity nigm yét co higu hyc); hofic
- Gid thanh toan chimg quyén do 1 chisc phét hinh cdng bd nhin sb lrong chimg quyén

(sau nghy hiy niém yét cb hidu luc).

Gid thanh todn cia chimg quyén theo quy djnh tai khodn 3 Diu 9 Thong tr sb
1072016 TT-BTC

VI dy: Vi gid thiét twomg ty tai vi dy néu trén:

- Néu chimg quydn bj hily nidm yét vi tb chirc phat hinh céng bd gid thanh todn chimg
quyén 14 2.000 VNB/chimg quyén thi s8 thué phai ndp 1a 2.000 x 100 x 0,1% = 200 VND.
£, Tai:frﬁhﬁémnﬁddtﬁrmmwhunquﬂu

Do hign hinh méi quy dinh duge thire hidn quyén chuyén giao bing tién nén thii didm
phét sinh thu nhép I thédi didm nhd ddu tr thye hign quyén. Tai thai diém thire hién quyen
chuyén giao bing tidn, thu nhip cia nhd dku tr dp dung mic thud sude 0,1% wén gid i
chuyén nhurgng chimg quyén cd bio ddm timg lin. Trong dé, gid tri chuyén nhwgng chimg
quyen cd bio dim timg Wn bing gid thanh todn cia chimg khoén co sér nhin (58 lrgng chimg
quyén chia 1y 1& chuyén dbi)

Giﬁth:a.ul:tuiﬁ.l:lcl.'m:h&ngkhﬁnmﬂduﬂﬁgimdiﬁhuhhxﬁ:ﬂincﬂnghﬂthmquy
dinh tai Didu 14 Théng tu s6 107/2016/TT-BTC

Vi dy: Vi gid thidt twong ty 11 vi dy néu trén, gid thanh todn cia thi sin co sd (ABC)
do Sir gino dich chimg khoin cing bé tai théni difm thyre hién quyén 1a 32.500 dbng/cd phitu.

S& thué nha du e phii ndp khi thyre hién quyen 1

12,500 x (100 : 2) x 0,1% = 1.625 VND
9.  Hoat ding tgo lip thj tririmg

Nhim dim bio thanh khodn cho cic chimg quyén dang liu hinh, MBS cb nghia vy tao
lip thi trudmg cho cle chimg quyén do MBS phét hinh, cy thé
a. Hgﬁuwyérp'd tao Idp thi trirdmg

MBS tham gia dit lénh 9o Hip thi tuémg trong ving (05) phit k& or ki cd mit wong

cac s viee sau diy xhy ma:
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1

Chi c6 iEnh bén mua holc bén bén chimg quyén;

- Khéng c6 Iénh bén mua vi bén bin chimg quyén,

Ty 1¢ chénh léch gid trén thi trudmg vugt qud 5%, Ty 18 chéch léch gia la ty 1§ phin
triim cia (gid chio bin thip nhit - gid chibo mua cao nhdty/gia chio mua cao nhit.

Khi tham gis d3t lénh, MBS cam két tuin thi:
- Khii lugng m3i 1énh ofi thidu 1d 100 chimg quyén;

Logi 1gnh sir dyng 1 1gnh gici ham,

- Cih a5t 1énh dim bao khing vogt tf 1§ chénh Mch gid 5%;
- Trutmg hop khong cb 1énh mua vi lénh ban chimg quyén, MBS s& tién hinh yét gid

hai chattu ()t ch Mnh chio mua vii i¢nh chio bén),

- Thixi gian tdn tgi cia 12nh trén bé thing gino dich whi thidu 14 mdt (01) phit
Mién trir nghta via yét gid tgo Idp thi triimg
Trong cic mrimg hop sau, MBS khéng phii thire hidn hoat dfng tao lip thi teomg:

Bt khip léah dinh ki xéc dinh gid md cia, ndm (05) phit diu sau khi két thic dot
khérp lénh dinh ki xéc dinh gid md cita vi dot khop lénh dinh ki xac dinh gia dog cim;
Tii sitn oo & cla chimg quyén bj tym ngimg giso djch;

Khi gid 1¥ thuyét oda chimg quyén dige tinh theo cdng thire néu @i bin cho bach
clin MBS nhd hon hodie bing 10 dong;

54 lugng chimg quyén trén thi khoin tao Wp thi truimg khéng dép ng sd lugng 1i
thidu 100 chimg quyén, MBS dugc mifn diit lénh ban;

Khi chua cd chimg quyén néo duge luu hinh (tneémg hop MBS chua bin duge
chimg quyén ndo cho nha diu w), MBS dige mién it lénh mua;

Trutmg hop thire hién hiy niém yét chimg quyén, MBS duge mifn dit Ignh ban;
Gid chimg quyén ting kich trin (du mua trin), MBS duge midn diit Koh bén hojdc
Gid chimg quyén gidm kich shn (du bin sin), MBS duge mifn it [énh mun;

Gif chimg khodn co s ting kich trin (du-mua triin), MBS duge mién dit lénh bin
i vori chimg quyén mus;

Gié chimg khodn co so gidm kich sin (du ban sén), MBS duge mién djt lénh mua
Abi viri chimg quyén mua;

Chimg quyén dang & trang thai cb 1 tir 30% trd én (hic chimg quyén mun dang ¢d gid
chimg khoan co s cao hem 30% so véi gid thire hign), MBS duge mién dit ¥nh bén,
Trong mirbi bén (14) nghy trude khi chimg quyén déo hgn;

Khi x4y ra céc sir kifn bt khit khéng nhu thién tad, ha hogn, chién tranh...;

Cée trubmg hop khic duge S¢ Giso dich Chimg khoin &p dung sau khi 6 ¥ kién
chiip thujn cda Uy ban Chirmg khodn Nhi nudc.

QUAN TR] RUI RO CHUNG QUYEN CO BAO DAM
Quy irinh qudin trj rdi ro

viﬁuphﬂhhhchﬁmgquﬁnmhiudhn tpi MBS tuiin thi mmNgh.iqu}'!tE;:i i
déng ed ddng.

Hai déng quin tri dinh hudng chinh séch vi chifn luge quan trj ni ro; phé duyét han
mire, phurong dn phit hinh chimg quyén cé bio dam, che gioi han phong ngia nii o
vA gihm sat viéo tridn khai quén trj ni ro trén toin hé thing,
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Ban difu hanh xiy dyng hé thing quy trinh thc nghiép, quy trinh quin tri ri ro hoat
ddng phit hinh chimg quyén cd bio dam. Phin cong trach nhifm vi gidm sdt thye
hién dim bdo tuln thi quy dinh vé hoat ddng phat hinh, hoat djng phong ngim i ro
v hoat ddng tao Mip thi tnrfmg v chimg quyén.
MBS thyc hign phét hinh chimg quyn trong gidi han vén khi dung, thye hién ki quf
dam bio thanh ton tai nghn hing luu ki thi thidu 50% gid tr dy kifn chio bin va
thire hién hoat ddng phing ngia nii ro bing chimg khodn co s& hodc chimg quytn c6
cing chimg khoén co s theo ding quy dinh.
Quy trinh quin tri rii ro chimg quyén c6 bio dam bao ghm che budc:
s Bude 1: Lya chon va thim dinh chimg khoan co sé, thim dinh phiremg fin phit
hinh chimg quyén;
» Budc 2 Xiy dymg phuong dn phing ngira rii ro v chimg quyén;
¢ Burdc 3: Gidm sit vi thye hifn phuong dn phing ngim nii ro dam bio khi ning
thanh todn tai ngiy déo han chimg quyén.
2. Phuoong &n phéng ngira ril ro dy kién (Myc dich phong ngira rii ro,Pheong dn
phing ngira rii ro ting qudt)
1.1. Myc dich phing ngira rai ro:
Pé dim bao khi niing thanh toan cho ngwiri st hite chimg quyén, han ché mit cich
hifu qué nhitng thn thit do i ro gy m.
2.2, T ehire thire hign phong ngira rii ro:

Ban diéu hinh: '

- Chi dgo xiiy dyng b¢ thing quy trinh tic nghifp, quy trinh quin trj il ro hoat dfng
phét hanh chimg quvén cé bio dim. Phiin chng trdch nhidm va gim st thye hién dim
bito tulin thil quy dinh vé hopt ddng phit hinh, hogt ddng phing ngita i ro vi hoat
dng tao lap thi trudmg voi chimg quyén.

Bj phin kiém sodt nji bi:

- Thye hién kifm tra vi gidm sit hoat dfng phit hinh chimg quyén, hoat dong phang
ngim i ro, hogt dng o 1§p thj tnrémg v thanh toan theo dung quy trinh tic nghiép,
quy trink qudn tri rii o ciia Céng ty.

B phiin quin trj ral ro:

- LA diu mébi tifp nhin, nhin dién, do luimg, ddnh gid che rii ro tém dn cb thé xay ra
trong viée phit himh chimg quyén ¢ bio dim;

- Tham mirn cho Ban Téng gidm dbc/HBQT céc bién phip ngan chin, phong ngim vh
%1t I i ro thanh todn, gidm thiu i da thiét hai cho MBS vi dim bio thanh todn cho

nhé dilu nur.
SN T SRR P e tip gidm sat hogt djng phong ngira rii ro cho chimg
guyén:
Hg va tén Vi tri dngﬂ:  Logi CCHN Kinh | S0 nam kinh

doanh Chimg khodn | nghi¢m
MNguyén Dinh Duong | Chuyén vién P. QTRR. | CFA Chanterholder & ném

2.3, Nguyén tic thye hién ting quit
- Hoat ding phing ngira nii ro duge thye hifn trén tha khodn ty doanh cda MBS,
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- Chimg khodn phing ngira rii ro:

* Chimg khoin co s cla chimg quyén: MBS dp dung phuong phép phong ngira
nii ro trung hda delta: clng v viéc phit hinh chimg quyén, MBS s& ddng thii
thye hign céc gino dich mua bén chimg khodn co st dé gitt cho vj thé cia MBS
la trung hoa delta khi gis chimg khoin co si thay ddi.

» Chimg quyén cia che t chire khic cd ciing chimg khodn co s,

- Vj thé phing ngira rii ro .
P = Delta x O1 / k

Trong dé:
. E}iﬂhmgchhgkhﬁnwﬂduﬁ!unﬁm;m&& phéng ngirs ri ro cho chimg
quyen.

o O 86 lwgng chimg quyén dang lwu hinh cia dot phit hinh.

ok Ty 1§ chuyén ddi cin chimg quyén,

o Delta: H§ sb phang ngim nii ro delta, 1 gid trj thay ddi cia gis chimg quyén img
viri miit thay ddi trong gid chimg khodn co sd, duge tinh dya trén chng thire
Black Scholes.

Gid trj b sb delta dwoe tinh todn theo mé hinh Black Schales nhur sau:

Bdi v chirmg quyén mua: Delta= Nydl)

Trong dd:

Diefta t gif tri delta cia chimg quyén mus.

Nie1) 1 xic sudt phén phbi chudn tich liy, vai d1 duge xéc dinh theo cong thic
Black Scholestgi myc VL cia bin cho bych nay.

- MBS thyre hién phng ngira rii ro thye té bing edc tii sin sau diy: chimg khodn
cor s thye ¢d dimg cho mye dich phing ngira nli ro vi/holic chimg quyén cb cling
chimg khofin co 5 do 10 chire khic phit hanh vi/hodic sb tién 38 ndp rén thi kholn
ty doanh ciw MBS dim bio twin thi quy dinh cin phip luft. Cich thirc quy dbiidc
dinh v thé phdng ngir ri ro thye 1 cia MB:

PT = 8L CKCS thyre o4 (pl) + SL CKCS quy &M tir chvimg quydn od cing CKCS cuia 14 clvize khie
it Adehs (jp2) + SL CKCS quy i tir eidn nfp trén i khodn o doanh (p3)

Trong db:

* pl: 56 lugng CKCS thyre cé trén thi khodn wy doanh cia MBS:

o p2: SO lugng chimg quydn cd clng chimg khoan co s& ci 1 chire khic phit
hinh o trén tai khodn ty doanh cia MBS chia cho ty I chuyén ddi coa chimg
quyén do 18 chirc khic phit hinh.

« p3: Gid trj tién ndp vio thi khoan ty doanh cis MBS cho myc dich phing ngira
rii ro chia cho gih ddng clm chimg khodn co 80 tpi nghy tinh todn.

- MBS cam két tuin thi quy djnh cia phip luft vé vife duy tri chénh lech vj thé

phing ngira rii ro 1§ thuyét vi vj thé phbag ngira rii ro thye té,
VIIL CAC DOI TAC LIEN QUAN DEN BQT CHAO BAN
Ngiin hang liy ky:
- Ngiin hing Thwong myi cd phin Bdu tr vi phat trién Vigt Nam - BIDV (%)
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. Dja chi: Thip BIDV, sf 74 Thy Nhudm, phwimg Trin Hung Dae, quin Hoin
Kiém, thinh phd Ha Ngi, Viét Nam

(*) MBS cam két khing phdi ngiedi cd lién quan wii Ngdn hdng luu ky

IX. XUNG BOT LOIiCH

Chiing t8i v cdc cdng ty con, chi nhinh cla ching i tham gia viio mt logt cac hogt
d0ng nghn hing, ddu tr, mbi gid, quin 1§ quy, bao him nli ro, dhu tir, céc hogt djng khic vh
cd thé ¢t cac thdng tin quan trong vé Cong ty, chimg khodn co s¢ hofic phée hinh, cip nhit
céc bio cdo nghién e vé Cang ty, chimg khodn co s&. Cac hoat ddng, thing tin, cic béo cao
nghién i nhir vy c6 thé litn quan hofic inh hutmg dén Cong ty, chimg khoin co sé vi cé
thi gy ra nhimg hiu qui bt Igi cho nhi diu tr boje tao ra méu thuln quyén lgi lién quan
dén vifc phit hinh chimg quyén. Ching tdi khing cé nghia vy cdng bd nhimg thing tin nhu
viiy vi o6 thé phit hinh bio cho nghién cina, tham gia vio blit k¥ hoat déng ndo nhu viy mé
khéng lién quan dén vids phit hinh chimg quyén,
X. CAM KET

Chiing t6i cam két chiu trdch nhiém hodn ton v& tinh chinh xfc, trung thyc ca ndi
dung thong tin v cée thi lifu dink kim trong bin céo bych nay.
XL PHULYUC

(Gidy phép thdnh ldp wi hogt ding ciia t6 chire phdt hdnk)

(Diéw ¢ ciia td chive phdt hanh)

(Bdo edo tai chinh kiém todn ndm gdn nhdt cda 16 chire phat hanh)

(Cac tai ligu lidn quan khec)

Ha Npi, Ngay § thang {(nam 2020
PAI DIEN TO CHUC PHAT HANH

TUQ. PHO TONG GIAM DO C
e N
f v :

=
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XAC NHAN CUA NGAN HANG LUU KY

Chidng t5i xde nhin thire hign vide lru ky, gidm sit t3i sin do 10 chire phit hinh chimg quyén
ki qui 42 bdo dim thanh todn cho cdc chimg quyfn di phat hinh theo ddng cic nghia vy
u:i-:hnlugmmwsanhhgluutjrtu ién trong Thing tw 107 vé Hdmg diin chio bin va
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